ERZHARAF IR ES
2024 £E58 2 MG

2024 %6 A 30 H

HEBHEAN: ERESETEFRAF
HEFTEEN: WHBITROERAF
WEXHHEE: 202447 H 19H



ERR Al 55 2024 AR5 2 RER A,

§1 EERR

S E AW EE S MEF RIS BB REOC . R FIEMRIR B KR,
TR FEA BRI SR L AR PN S8 SR AR ANl BT 54T

BEFE NIRRT IR AR A FREAR S FME, T 2024 4 7 A 16 HEK 7 AIRE
I S5 TR AR A ERIA R A EIRE SN R, RIERBNE A RERICE. RSV

B -

He 8 BN R VR LATRSIEAE H - B T (0 i U A8 BEURT 3 Y 2  B3 7 , (HANRAEJE < — € B A
R AEMW SO AUERIRRERI . BEA MK, B5EE AR B R AT AT 4 I 1A

B N9 S Ul I S S LB

ARG A S5 BERLER A H T
A RAE 2024 4F 4 A 1 HigZE 6 H 30 Hik.

§2 HEr MR
F L THIFR i 22 AR Al R A5
He TG 018516
HEEE T LTI R
HEEEFAERH 2023 46 H 26 H

0 R I <5 4 L 0

49, 717, 055. 81 13

Bew Hix

2R P I B AL A KU OREF B sh P AT 52 T, Sl AR A 41
SEH, 9IS AR R (.

BB MG ARFEGAEDRAUE T IS R LA b, sl &G R MBCE. W
BUBK L B it s P S5 520 T 34 3 1) E Z R R BEATIR AT, XA
AT R a R i A2 305 A A5 A ZSE I G R
IR BEAT VA, ARG A AR B YIRS e B LAl b, XA
BB PRI A B 350 B S o B P A2 415 KIS RT3 T, 848
F RIS, I SEI G R .

b & b A v s et CEVED B %

IR WAL 2 AR ARG NFTFHEEE, JB TSR G MR AR XUS & A, LT
RS T R T B T i Ak, (R T BRI e AR A T

EEACEIN PR BRI < AT BR 22 ]

HEIE N R BRAT B AT BR 2 )

3.1 FEWM &

§3 X EMFHIrME S FERI

Az ANRMT




ERR Al 55 2024 AR5 2 RER A,

BB R WA (202444 A 1 H-2024 46 H 30 H)

L AR SeHil st 248,917. 18
2. AHAFE 457, 547. 83
3. DA S5 4 A A RV 0.0127

4. IR &%

PRRE

51, 181, 832. 76

5. WIARIE S

WHE

1. 0295

e L A OSB3 AR SN . Seitilieas . AR COR &2 fepirEeshiias) 0
BRAR S O LS R A, AR 9 A 39] S s Bl s n_E A 2 Fe i (B 22 s i i
2+ Frid 3 e b SRR A B R NN EEE 5 3 SBT3, TE AN ST SEPRii et KT 24K T

Fisl%es

3.2 EERHERIN

3. 2. 1 BEMPUHEE KR L ILE RS B R Al 2 49 HR

‘ ‘ Mk g bl s
FEBRKER | PEMKER | SR | -
i B - ‘ e 28 b OE6) @—®@
) HEEQ | HRZEERO »
HEZ®
HE=AH 1. 27% 0. 06% 1. 06% 0. 07% 0. 21% -0. 01%
TFENNH 2. 11% 0. 06Y% 2. 42% 0. 07% -0. 31Y% -0. 01%
k4 2.93% 0. 06% 3. 27% 0. 06% -0. 34Y% 0. 00%
H 3 44 [A
2. 95% 0. 05% 3. 35% 0. 06% -0. 40% -0. 01%
AR A

W AREERESEFET 2023 46 H 26 HAER.

3.2.2 HES & FAMRE S RIHFEN K23 KI5 F LS L ERE A
BB LR

H
—
=
b=l



ERR Al 55 2024 AR5 2 RER A,

1S A e 36 AL TSR B 105 TR M 1S S 5 JE] A Al £ DI A% B SR G B TR B 5 e S 3 HLE

3.20%
J'II _.--'_
2.80% St
[ Y A
2. 40% PN v /
) __.' = /-'\r"
2.00% —f 7\
i S /
1. 60% | /"I-’f b s’
p
1. 20% i
I et |
0. 80% as /{‘M
I !
0. 40% o |
A 'M'*Mi?—l"\ﬁmw/ﬁ
0. 00% = R
V'
O uy [se] o [=] o oo =] uy e o — o oo oo = uy <t [ T = B}
(a0} — (=) od — o — (=] [} ~— (=) od o o — (=] [} — (=) — oD
- T T T TV VO ST SR ST M N
(=) (=] (=] (=] [==] (=) -— ~— ~— — (=] [==] [==] (== (== (== (=) (=] (=] (=] (=]
h b b b b b o b b b o+ o+ o+ o+ o+ % % o+ o+ o+ %
[} o4 o4 o o [} [} [} [} [} od o o [} o [} [} o od o o
[=] (=) (=) (=) (=) (=] [=] (=] (=] [=] (=) (=) (=) [=] [=] [=] (=] (=) (=) (=) (=)
o4 o4 o4 o o o o o4 o4 o4 o4 o4 o o o o o4 o4 o4 o4 o
|—4-5&&%2@1%1&%%%:%@1&&@ —'I'EﬂE%’f\&é@ﬁﬁ%%iﬂtéﬁﬁa:&l&ﬁi|

T AFEEREEET 2023 46 H 26 HAER . RIEAFKSEEERMME, ARESECHIAA
HeARERZH (202396 H 26 H) #2 6 NMH, EEL5 RIS IE A& L £ 5 & HZ25E

3. 3 HAth¥gts
Ko

§4 BEAMRS

4.1 RE&2E (RESZLE/P) i

(A 2 4 M e IR | 1E 5 ol i
WE L BE T rmam [ mEam| &R V]
SRR 2 SRR %R (ESSEC)
ik, M AR e R AR
i [FEGIE RO ES 20 s [RRTRIUESIGHIRA T S
o A WO IR A 7 AR TE A TR T
A, AR 2020 4F 11 AN
NG
(BB T B R o e
P PF S e R 45 R A R
e TCAE 5 0 B PRARA R MV AR AT B /A
T e A I B P T T PP I
N (R4 B AT FR A 7, AR I 2 U 2 B
It ‘ i
s ML H4Z ., 2023 4E 9 AN NER
Hde, T AR [ S
Wl M4

TE: 1. SRACR “ARERHI” R CBAE R Ao A E RS A H AR H Y.

o4 k11




ERR Al 55 2024 AR5 2 RER A,

2« EFFAIE SCE GEZFREE G2 BN ES . W WP B ML 53 2
INE) FEARTE o

4. L. 1 BiIARSRAEREFR - EEH R E LB N E-e L B RN E K™ A HR
o

4. 2 HENANRE A AR ZESB/E M FE 1B 5L U

AIREHIA, ARG BN (PN RO ENES SRR a7k) 50 IR E &
G B RS RSSO IIE, AFWETE . BRSNS BN E R G 5™, 18
PR T RS SRR b, DR e A N SRR KA . AR I, ARk giafE ek a il
AAFAEE S & RPN 35 2 e B A AR 28 AT 9

4.3 AP HERHHA

4. 3. 1 AP35 | B AT L
AIEHIA, AESEENRPAT T GEFREREEH AR AP S HE R EIL) Al
NAVHE AT Z R AREHIN, AEERERREM DAL TZHITN.

4.3.2 RERZZT AN ETHHA
AN, AEEEHNRPAT 7 E 5 M SRS R REI . AN, KA
ARIEGAFEAH LS DL

4. 4 |5 WA E S KBRS RIZE DT

T, EWBECEHBEN R E A LAY, 5L PMT R N, gk PMT
[BISRAGEE T 7o PENRERTE, M= B QAR HE RAUt, M BBUR R i b A B A — i 3R
W&, EATMEES S RISL . s AR BT ACRIEE AR, AT A BHE D RMRE . R
TR G RN, — B BUFBUINR AT E S TAFR MRR b, B SHE  2 Tl 450
S AR RN RIE M, 1 52 2 TS R SR B IR AN, R h #5832 2l 1 e
BORTORSE, RN ELT

HEAMZL TP TE VSR SRk P B AR, ANBOA S B E R . SRR GRS,
AR TN B EAAAE IR BB, ARG 8 5t MBS, BRRAT AR I KIS 45
ROIFE R, RKMEFRIIER, 6 A mFEERIEEREA TR 1 IXFEE . SERIEAES K
AHENEEOR, KM HAREUR LKk DL R EREUAAE R, 0 RERBE = % BRI K .

VORI AT T IANE” AR, BT AR R BRI RN, Bam

% 500 k113



ERR Al 55 2024 AR5 2 RER A,

RGBS, ARHERENTE TSR, BT RS, SR, A5 R ZE R R 2 g s
AEEWAE . AT ZIRITS KBRS BN [ G a7, “ 607 BSe 2. 3% =1+4EE
fiHSe 2. 5%, Wai R hZkBEINIL. ERINA TR, Q5 SR RFERILR T HUY, MLF BGEA
FGEMRA, KImias R ORE N AT EE N

BAF b, AEEEBRBN 13720 LA G T m AR, Fra DB, B N e S s
MG E . “FEUCR, HAERIETIRL, BARLER: o = AL A AT, JFRPUT e
M ZRBHIPAL Ty > A RS AN B2 ] o A <ofig 4k 452 02 o h AT A5 T FEANR 28 4B,
NFFA NGB 584 AW -

4.5 EHANE SNSRI
BRI L ARAIESMHIFEN 1. 0295 J6; AR AL SO HHERE KRN 1. 27%, S5
L FL RIS 25 26N 1. 06%.

4.6 MEMARESITFH ANBBE ST HERE R Y
ANFE AR N AFAEESE 20 A TAE H G 517 3BT 5000 /3 TCHIE B, kA 1k 39K
BT A E £ 5000 /370l L.

§5 WERHAEGME

5.1 REWRBEESH=HAHEN
75 i H & O A BRG] o

1| B ss - -
Ho: R - -
B HH - -

[#] 72 AL 2 5 T 45, 149, 631. 84 81. 38

Hrh. i 45,149, 631. 84 81. 38

R SCFFIES - -

AR RS - -

SR AE AR - -

SENIRE G Rl 10, 002, 853. 80 18.03
Horpre SEWraCIEIE 1) R B 4l 7t
F

AT ARG H /AT AT 264, 477. 56 0. 48
HoA 557 65, 491. 84 0.12
it 55, 482, 455. 04 100. 00

e 1. AREE S A BEBOE B .
2+ AEEEARE WIRS 5 H B IR AL 55 .

600 k113




B AR AL 5 05 2024 4R5R 2 ZRER A,

5. 2 MEMIRIBT U R ERHAS

5.2. 1 MEBRBTWHBKEABREREHE

Too

5. 2. 2 MEBIRIBATIL 0 REBEB BB B ES R A S

T

5. 3 AR A MME o EE S F A HE H A R/ ER P BB B R B 4
5. 3. 1 MEWIRIE A SOHME HES T 18 HLB KN HEFF I BT +48 B B R I 4

T

5. 4 MEHIRE G MM T RMBFRRAS

5 i 75 b A ARE o i B T B L )

1 K fi 12, 299, 658. 91 24. 03
2 JAT AR - -
3 ERLfiiR 20, 427, 239. 20 39.91

Horb: BURME SR 20, 427, 239. 20 39.91
4 kiR 3, 146, 645. 25 6. 15
5 Al i A i % - -
6 S 5,092, 490. 54 9.95
7 AT (AT AZ #f57) - -
8 ERIZea - -
9 HAh 4,183, 597. 94 8.17
10 it 45,149, 631. 84 88. 21

5.5 ME AR A RMME G2 & T 5E LI R/NEEFP BB 142 e 8R40

Fa5 |6t | BRAR [BE GO | ARME Co | HEEFEREERE G
1 230208 | 23 [EJF 08 100,000 10, 219, 545. 21 19.97
2 240203 | 24 [EJF 03 100,000 10, 207, 693. 99 19.94
3 192945 T H 2117 27,000 2,857, 483. 97 5. 58
4 019725 | 23 [Hfi 22 25, 000 2, 605, 486. 30 5.09
5 019721 | 23 [Hfi 18 20, 000 2,063, 398. 36 4.03

5. 6 ME AR A AMHE G E S B 5HE HBI KNP BRI T2 B SCRAESR 3R

LR
p

5. T MEMRE A RME SE ST HEHAI R/ NPT LZ RSB R EAH

T

o




B AR AL 5 05 2024 4R5R 2 ZRER A,

5. 8 MEHARIE A FMHE o H & T 13H Ee I K/ HEFP B B TL 42 BUIE BB B 40
To

5.9 MEMARAEZE ST F I E ORI 5 E LU A

5.9. 1 A S H G Bt SR BUR

RIS S E GG, KBRS E RN, DIEEAN B, @i 7 WA 5T
SEATH AN B 0T H o0 M, X B T 78 S R, 4 & [ 65250 & i Al e i g i e v O
ZNPESENG L, RTINS 28 5 iR [ G T & 20 Al ST ST ULl 2 Skak
LB ORME S RS AT B ORME R, DA B F RS B 4L B AR ) H

5.9. 2 MEWIRAZ S BB A BB B I1F SRS 0 4

g G R CR/E| A% GE) ﬁﬁﬁﬁﬁm R A
TF2409 5 4 H £ 3 1% -5/ -5, 200, 500. 00]  —12, 500. 00 -
2409
A AR S E T (o) ~12, 500. 00
S B B A s (o) 145. 63
i SR A A e a8 (Go) -12, 500. 00

5.9. 3 A HAE G R B EE P

AHAN AL ST R E AR ERAL S, EERRN T REE IR R LAT RS TR
AR SRR N, HXEESEERmE N, KA, 57/ 4 B 8RR E R
Lo H b

5. 10 BrERH ARG

5.10. 1 AR ERRHHI+BIEFHRITEB AP LT HIAKRER I DIREE, R
RS b H el —F N ZBIATFEST. ATHEER

WRIE AT IHME B, A S BRAIHT A4 UEZ BURAT AR A AT B 30 ] S 52 M
BEAEAR T Gl H AT — £ A ZBIATFETT . LTS

5.10. 2 BER B AT BB T HES & FIME I &% B R
AHE G AR .

5. 10. 3 HABE =1 R

F5 R & Gb

1 1 ARIE 4 62, 406. 00




B AR AL 5 05 2024 4R5R 2 ZRER A,

SRR H K -
ST -
SRS, -
AT 3 3, 085. 84
oAt SR -
oAt -
it 65, 491. 84

5. 10. 4 A HARFFA BIAL T HBUP B T R 57 A 40
p

QO[O |01 [ ]|

5. 10. 5 3R &5 HIAR AT+ 48 B R AP AR Ui 52 BR K 0 i 15t BA
o

5. 10. 6 BB A G M B A SO R B 7
A S R PO TN B, AR 0 T2 AN A I 8] R R AR R 2

§6 FFIE S A
BN A
15 B A 35 4 10 AU A5 52, 297, 927. 25
15 HA A 7] S5 4 s HR I 7 40 39, 331, 844. 07
il s SR A 3 4 R [B] 47 41,912, 715. 51

i HA A R] 32 97 0 B B B (B
/DL “=" 3HA)
e 15 1A HA AR S 4 1 B A 49, 717, 055. 81

TE: S GRS LR A B AR B e R A 4 B e e

§7 HEEHANCHERRERREAREEENR

7.1 R&EEARFHEESMHTRINHER
p

1.2 2&EBNZHERRERREAR S5 WA
ARG, AEEEREBEN RSB A RS T AL E.

§8 MR R E REHHMEERF R

8. 1 RGN B —REEFAESHILHIXBIEGEIT 20%HFH
1 45 P R S A R L | mEMARAESER |

% 95 Sk 113




ERR Al 55 2024 AR5 2 RER A,

E ok o =

SR SR S
o LE A7)
B BB
I 20%
A B 1] [X
[

LR
(s

it
g

R

A Co)

Bl

2024 4 4
H9H
-2024 47 5
H7H

9,977, 050. 49

9,717, 201. 17

9,977, 050. 49

9,717, 201. 17

19. 55

2024 5 5
H 14 H
-2024 4F 6
H 26 H

0.00

9, 776, 104. 81

0.00

9,776, 104. 81

19. 66

2024 4F 6
H21H
-2024 4F 6
H 26 H

4,989, 519. 91

4, 860, 949. 05

0.00

9, 850, 468. 96

19.81

2024 4F 4
H1H
—2024 5 4
H8H

19, 684, 055. 12

0.00

19, 684, 055. 12

0.00

0.00

2024 4F 4
H1H
2024 4 6
H30H

14, 765, 701. 91

0.00

0.00

14, 765, 701. 91

29.70

2024 4F 4
H 26 H
-2024 4E 5
H 16 H

0.00

9,792, 380. 77

9,792, 380. 77

0.00

0.00

77 R U

INESEEPPNE &2 e U el s

IO AE T EERRI, DBEE G A NITRA A S0 e, AR HIHFAE AR

SN H AR IUHEAT BER R SN ] e A BORIEERL .
2~ EAURE ] RS

FEA 2 A B e e B 5 8 KB RE (BT

TV S Tk [B] Ffr RE A 1 4 P 2 g 3
3+ FEEHEL N T HU XS

R BE 0 B LU 5 s O 50 B SR R B el s
I — 5 PRI e AR 8 BECKE 4R B 2 38,

4 BT E KIS B XS

FEA A B A e v (38 B8 3 KU [T

{E & B BEEN o
5. SEflZ 1R HE G A A RS

S S fi A LU ]

Fak, FpAnHl

FREF B S MREUN, B R a iR s R g
PAT AR BT SRS, o4 LR 8 H A

B8 N HEAT 2 g W AR I AT RE 200 ik g B 1

FA NK T RE




ERR Al 55 2024 AR5 2 RER A,

FEA 5L A L B O LB 3 R B [ ), T RE -5 B FL e [ J A 36 < B 7 B JUIR T 5000
Ji7G, AR SEUARIE G L&Al FiialE )y NS At a4 0.

8.2 MR EE JRHMMERGER
p

§9 H#HELHEX

9.1 FEXMHER
Ly r IR B 2 A A B e R S5
2. (EHBZ AR A6 G BRI B R R GG )
3. (TEMZARA G IR R R e FTE 0
4. HEEE NG TR EDL R
5. HEEFLE AL B HLAE . EL U
6 I I P9 IR 2 AR A5 o AR R B 2 e e M E A BRI

9. 2 FECHh i
BB AT S A BN I AL s IR A X R B 2277 2 21 B

9.3 &R
P e 2 T B S A5 A (LT G SR AT [ A A SOAF . TESCA ARG, HEa ml 7E & B ) Py
H A5 4% 8 SO I 52 SR 8 S B

ERESEHEARAF
2024 £ 7 H 19 H

% 110 Hk 110




	§1  重要提示
	§2 基金产品概况
	§3 主要财务指标和基金净值表现
	3.1 主要财务指标
	3.2 基金净值表现
	3.3 其他指标

	§4 管理人报告
	4.1 基金经理（或基金经理小组）简介
	4.2 管理人对报告期内本基金运作遵规守信情况的说明
	4.3 公平交易专项说明
	4.4 报告期内基金的投资策略和运作分析
	4.5 报告期内基金的业绩表现
	4.6 报告期内基金持有人数或基金资产净值预警说明

	§5 投资组合报告
	5.1 报告期末基金资产组合情况
	5.2 报告期末按行业分类的股票投资组合
	5.3 期末按公允价值占基金资产净值比例大小排序的股票投资明细
	5.4 报告期末按债券品种分类的债券投资组合
	5.5 报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细
	5.6 报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细
	5.7 报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细
	5.8 报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细
	5.9 报告期末本基金投资的国债期货交易情况说明
	5.10 投资组合报告附注

	§6 开放式基金份额变动
	§7 基金管理人运用固有资金投资本基金情况
	7.1 基金管理人持有本基金份额变动情况
	7.2 基金管理人运用固有资金投资本基金交易明细

	§8 影响投资者决策的其他重要信息
	8.1 报告期内单一投资者持有基金份额比例达到或超过20%的情况
	8.2 影响投资者决策的其他重要信息

	§9 备查文件目录
	9.1 备查文件目录
	9.2 存放地点
	9.3 查阅方式


