]

Aty

JNI

"8 = H IR R SR

2024 4

REE

.
.
f—a

RE:

SRS

2024 %9 A 30 H

BEFEN: PRESEHARAF
BEEN: PFRBITROERAF
WEEH HE: 20244 10H 25 H



2 I A5 BTt 2024 AR5 3 FRPEAR

§1 HEEHRR

M EHANESE S MEFRIEARIRE I SR AR BOC B 3R T TEMRR B KR,
FFs FL A AR BB L AT PR e B AR AR AN ) KA TUE

I N BT IR A PR A AR YE A S e 5 I RLE , T 2024 4F 10 A 24 HER 7 ARG
R S A IHMER IR A GG EN R, REREN A AR EILE. RS

H B

B BN R VA DORSEAE - B R T i SR S B IE Y 2 g 95, (EANRAE R & —E LA
RSO ARIAREI . BRI, BEBE AR BB R FATNAT 20 P A

R ER IR

A P S BRIR A i

AIERE 2024 507 A 01 HiEE 09 A 30 Hik.

§2 EET ML

B AL

R IE RVl

B LA

007053

Faiafrra

AF G RN R WIS G AR S P 0 A 39
BEATBEBTIS AR, AEREAS T PRSI A AN T I H 0« TRE [T b 55,
WA EWEE S, AAETFBOH NI IR LS5 . &
AFRORE AP H e EFE2 H 10 H. 5 A 10 H. 8
H10HRk 11 A 10 H (BfhizH), 5 ERHEMINEAET
fEH, WENIFRHAZAE TR T —T/EH. A%
SR TFBOR KB 20 A TAEH o ARFE 41 3 1]
BRSPS TTBON 2 [E VR BOS— AN B P, B4R
ANTFIBORES RE I H 2R —ASIFROWI E AN IS H 1
Hi—H.

R FEMH

20194 8 H 14 H

T AR I e 1 i 0

2,266,914, 632. 73 1

Fe5E Hbr

FEVE TR HI A A EBE R I ATIR T, A EIBRIEE
PRI FREEE R, TR AT L G L R M
B el

AT G R0 2 A A ] A7 b SRR A o A
NEIFUIERGIE ], T EERBURI A SR L 5 SRS
S22 R SRR BB SR, AP AR RSB P R A
FE AR AL AE PRV B 2Rl B, IR ANAZ 8 O EL AR A
[ S R A5 B A, A S R R s T A . A
Fe Rt R I 2 A A HITC B SR S 7 T L SR
NFFIEEERI . RZERNE . P BRI, R

8 200 3k 12T




2 I A5 BTt 2024 AR5 3 FRPEAR

P BRI A XIS AT N, RIS 67 T I (1 B4k
EEPETEE TGN
g L S v LA E CaVE) FREES 2 X 90%+1 47 11 JH A7
B (BLfE) X 10%
A YA 2 AR AIE REG NSRRI, TSR AN T XS = R T
W4, BMRTRARES., REMILSE,
LA UN Vg e G A BR A F
BEEN P ARAT IR A IR A 7
TR G G s T Lt ki
N A B A 007053 007054 007055
WA TR A SIS O ERT | 12’ e P 2 S 712’]\908‘ 5
§3 FEMFIIrMESIFERI
3.1 FEMFH
B NRMIG
Sl s 7N WAEM (2024 4£ 7 H 1 H-2024 £ 9 A 30 H)
VB &I A | P RFEFEEI 6 C| P LEFETHAE
L A s Il 35 20, 320, 771. 50 616. 69 2, 245, 744. 92
2. A -13, 169, 934. 73 -251. 11 -1, 850, 304. 84
3. MY 38 5 4 A A S A i -0. 0058 -0. 0032 -0. 0066,
4. SR B B = 1 E 2,539, 887, 411. 42 51, 903. 26 313, 244, 740. 75
5. AR FE S A0 B E 1. 2604 1.2418 1. 2445

e LA OB a1 R AR N . Bt as

HAfN CRE 2 S E2 s ) 41

B AH < 3% HTRIE YDA A5 I (R0, AR Dy A S9] E s B s B A 2 Fe i (5 A2 sh i & s
2. Frid e e b SHEAR AN BAEFAT NN BEE 5 3k S A T, T A3 5 Sebriie e K1 2

&TProET .

3.2 EEHERIN

3.2. 1 B MBUHER KR &I 5 RN 5 B A e R i R

FRFIEE TR A
Mb &5 bl s ik v
VRE K R A ML 5 b B S e
B | EEK RO Wi EhrEE O—0 @—@
HZQ I ERESE)
@
HFE=1HA -0. 53% 0. 07% 0. 84% 0. 09% -1. 37% -0. 02%

30 3k 121




P22 22T 8 8 FE 2024 AR5 3 R

TFEANMNH 0. 63% 0. 06% 2. 46% 0. 08% -1. 83% -0. 02%
HE—F 2. 60% 0. 05% 5. 69% 0.07% -3. 09% -0. 02%
HFER=F 14. 86% 0. 07% 13. 65% 0. 05% 1. 21% 0. 02%
R FAE 25. 49% 0. 07% 22. 49% 0. 06% 3. 00% 0. 01%
H¥EE&EH
26. 04% 0. 07% 22. 80% 0. 06% 3. 24% 0. 01%
ARG B4
P BT E T C
‘ - Mg A
‘ TR B 8K R A M &5 bl 3 B e -
MrEx EEEKEO ‘ Wi EhrEZ @ O—06 @—®
HZQ@ I §EE)
@
HE=AH -0. 56% 0. 07% 0. 84% 0. 09% ~1. 40% -0. 02%
TFEANMNH -0. 59% 0. 12% 2. 46% 0. 08% -3. 05% 0. 04%
Tk 1. 30% 0. 09% 5. 69% 0.07% —4. 39% 0. 02%
HFE=F 10. 17% 0. 09% 11.61% 0. 05% —1. 44% 0. 04%
R FAE 13. 56% 0. 09% 15. 30% 0. 06% ~1. 74% 0. 03%
H¥EE&EH
14. 04% 0. 09% 15. 59% 0. 06% ~1. 55% 0. 03%
ARG B4
FREIEE TR E
My gt b A Sk v
‘ VR R K R A ML 45 b B SR o
MrEx EEEKEO » " Wi EhrEZ @ O—06 @—®
HZQ I ERESE)
@
HE=AH -0. 59% 0. 07% 0. 84% 0. 09% -1. 43% -0. 02%
TFEANMNH 0.51% 0. 06% 2. 46% 0. 08% ~1. 95% -0. 02%
TE—F 2. 34% 0. 05% 5. 69% 0.07% -3. 35% -0. 02%
HFE=F 14. 02% 0. 07% 13. 65% 0. 05% 0. 37% 0. 02%
R FAE 23. 94% 0. 07% 22. 49% 0. 06% 1. 45% 0. 01%
H3E4 5
24. 45% 0. 07% 22. 80% 0. 06% 1. 65% 0. 01%
ERER S

T

It

7N

4T

1271

1. A4 CRMaiE 2020 4F 11 H 11 HZE 2022 4F 02 A 14 BB 8i%EH 0;



P22 22T 8 8 FE 2024 AR5 3 R

2 AFEARIUL KB AF S5

3.2.2 HESEFAEMURES RHHEM KRR LH 5 RIS LRl
AR

A B IT A SR I A B T M R S 5 T U e S B A B SR O BRI S S 35 LB

27.00%
24.00%
21.00%
18. 00%
15. 00%

12.00%

6. 00%

X

3. 00%

2019-08-14¢
2019-11-20
2020-02-26 A
2020-06-03
2020-09-09
2020-12-16
2021-03-24
2021-06-30
2021-10-06
2022—01—12
2022-04-20
2022-07-27
2022-11-02
2023-02-08
2023-05-17
2023-08-23
2023-11-29
2024-03-06
2024-06-12
2024-09-30

|—$k$%§iﬂ¥ﬂ?ﬁ#ﬁwﬁ$ -?ki%ﬁﬁﬂ$m$ﬁ1§%&ﬁﬁ$|

16. 00%

14. 00%

12.00%

10. 00%

8 00%

6. 00%

4. 00%

2.00%

0. 00%
=t =] =] [a0] = O =t =] = o ] M~ o o M~ [5e] = = o =
— o~ ] o ] — o] ™ 2] — o~ o f=3 [=1 — o o™ Lar) - ™
| | | \b | | | \6 | | I | | | | | | | ‘6 |
o — o [+ o o [=] — =t — — o uy o0 — 4] o
(=) - [==] (=] (== -— (=] (=] b e (== (=] (=] -— (=) [ (=] Lol (=) (=) (=]
d & & & & & L L L L4 L b b bs s E LT
- = o~ o o o ] ] o o o o o o o1 o o o o o4
(=) (=] (=] = (=) (=] [e=] [ ] (=) (=] (=] (=) (=) [ (] (=] (=) (== (=]
o o4 o o o o o4 o o o o o o o o o4 o o o o4

|— FREFZEFCCEIFEIBKE — FREFAZEEFHCER IS ELBIE$|




2 I A5 BTt 2024 AR5 3 FRPEAR

Ao B OT SR I E Bt T M R S 5 T U Al S B A B SR Ol BRI S S 35 LB

27. 00%

24. 00%
21.00%
18. 00%
00%
00%
00%
00%

00%

W

00%

2019-08-14
2020-02-26
2020-06-03
2020-09-09
2021-03-24
2021-06-30
2021-10-06

2019-11-20
2020-12-16

2022-01-12
2022-04-20

2022-07-27

2022-11-02
2023-02-08
2023-05-17
2023-08-23
2023-11-29
2024-03-06
2024-06-12
2024-09-30

|—FEEAEEFEERITRANKE — FREASEFRER ISR %]

VE: 1. AREIEAFT 2019 4E 08 A 14 HIERAR;

2\ WAL GG A FRE, BeEHAN Y B e G FRAERZ HENNH A

WAFHITERES

LI FF & & R 2058 5

FIZIE, BEREPAAIE S CERER, &6 LA & W5 i E

3. A4 CRMEIE 2020 4F 11 H 11 HE 2022 4F 02 A 14 Hp&igieE A 0.

3.3 HAbIts
VE: ACHE S AR B T A S AR

§4 BEARE

4.1 RELE (RESLHE/NA) FHi

ARG G2 IR
R | BAEEH

| RS

ESF Al

FIR

W

NGIPSEZ
T B e
[ s i 2
E g gt

%, Pz
FHE=
A H e
TR
RIS 4
e e
S&H

2021 41 H 5

5K 3T o

13 4

FKRICPYeAE, B RUORAERL . e SR R
I (R ) Al 1) R A 5 B B 4 2
A H U T KRR S A R A
A [ e A A S 4 . 2018 4 3 AN
NP2 R E AR AT, BUEAF AL
S L R e [ 7 A 2 # R M TR RSP
PR PSR R R R L T
ZEEM A H AT S S B SR 4% Bt
B PRFIFE=AH WG
WEF R 4 P R Al i ALIE SR
BRI P B A AR SR
B FLEZRASAIERR RIS, F




2 I A5 BTt 2024 AR5 3 FRPEAR

A RUE W A 6 i 7 AL Rk AUIE S
RS TR A B ISR B 2
& TRERAFGFMIEF R RIS
P 1A IR G IR S R

R L

=

PEs L. RGN (EAE SR, 3L AR NS AR, “BT I R A ik
SERIN ORI B %R TR (AL R, (RN B BT H0” 40 MR HLAR 2 7l v
O L3001 1309,

20 UES AL I B SUB AT B2 CES5ll Il AR B R M) AR R

4. 1.1 ARGAERSZ R ETHRIR B LB N2 2 B F RS2 K7™ R
E: T

4.2 EENXHRE A AR S E M ST 15 L A B

AN, ARSEHNET (e N RIVAEREZR SRR ER) 54 RIAHENL,
o IR > AN I i e 5 FIOERE , AR ISEAR . R S R U B F Sk W7, A
PRSP AR R AL b, DRSO AR B A i . AREWIN, ARSIBFREGILE

M, B IRFEE DR AA G R BB LB E R/ &0 RIEEEL K
R EFRIE

4.3 APRGERHH

4.3.1 NFRGH ERPITER
SN, ARESEHEINHPAT T GEHFREERSEH AT AT SHERSEIL) A
] il 58 I A 3T 2 A R

4.3.2 RERXGHITRNET U

ARG T ARG N AAE R FH LT N

WEIIN, A RRAES 5055 AT SEN 7 1 R 52 5 S0 K B 52 5 & Al
ZIESF 2 H SR Y 5%,

4. 4 B BN SR H KIRAZAED BT

2024 F=F R, FMATTRLHARAWIENKE : BB SRR, IR T
R B AR E (B B, X N TG KRB REHT BA L . U AR, CPT #%1E(H PPT #E— 2D nl
Vo BURJTI, BMBCRUMRTRME, JFen T 7 iimiee i, WMEsEsE HERAH v E,
BEE AR AR AT L, W BOBCR S RA IR A A BN . SR T, SRBIPEERR G B A,

S5

o7 3t 12|



2 I A5 BTt 2024 AR5 3 FRPEAR

T B SEBOR R A El . AT % el S BRI 2800 G i S O A, = AR as
FHELUFATAE: B, BEFE 9 HREBCR XA B2 R, XU if KM T, 5711 H B S (e
AN, AP R BB RGBT v, 45 AT O aE BEAT ANIATAT 15, 14 amdH Al

B

4.5 WEHANZSKI SRR

WERIRE WA T 2= e A RS BUFE 1. 2604 7T, AREHE S0P EIEK
HN-0.53%, FIHDLST AR RE A 0. 84%; BB AR 5 WA T2 Z T &2 T 6% C (ML &
BUFME 1. 2418 7T, AR WIEE S BUFEIEK % -0, 56%, ML LU BEEHEN R % 0. 84%;
WA WA P 2T 8 P E S0 E 1. 2445 70, ARG RSO FFE KRN
=0. 59%, [FI ML G LB HE 2 5 05 0. 84%.

4.6 HEWNEERFEANBEEEE = RHEE A
ARG AR AN AR HBUES: 20 N TAE H RS M ARA ABUKT 200 A &%= ERKT
5,000 I TitE .

§6 REHAAGWE

5.1 MEMREE T =HEHNR
75 TiH &8 O AR BB (%)
1| A HE - -
Hop: - -
FewT - -
3| EDEW R 3, 789, 487, 931. 95 90. 16
Hr. i 3, 789, 487, 931. 95 90. 16
BE P SCRRIESR - -

4 | REEEE - -
L RbATAE S - -
6 | EANREERHTE™ - -
o SRl 1 SN GR 5 4 i %

F

BATH RS B & 51T 408, 905, 603. 12 9.73
HAth %t = 4, 581, 496. 05 0.11
&it 4,202, 975, 031. 12 100. 00

5.2 MEMIRZITU A RIOBERTAS
5.2. 1 MEMRIBATU D RIIFABRERRA S

% 80 3k 1211



2 I A5 BTt 2024 AR5 3 FRPEAR

T ARESAREWARRFF OB

5.2.2 MEHRIBATI S RHBRERFRE
2 ARG IR ARG EBOE R .

5.3 WIRIZA FMME o2& ™ 1#E LI K/ HEFF B R

g

5.3.1 MEFARIEA FOYME o B & B 8 HL I R/NER P U BT+ 42 R 85 9 48
T AREESARE AR A B

5.4 WMEMREMF MBI RNRFEEAE

e fi 75w b ARME G GRS B EHE L] (%)
1 K fii 77 20, 630, 570. 65 0. 72
2 JAT AR - -
3 SR iz 375, 395, 415. 43 13.16
Horpr: BURMES R 166, 197, 430. 22 5. 82
4 ki 643, 355, 112. 90 22. 55
5 Al A i % 25 - -
6 A 2, 165, 050, 315. 92 75. 88
7 CIE 3 QST - -
8 BN 99, 080, 196. 69 3. 47
9 HAth 485, 976, 320. 36 17.03
10 &t 3, 789, 487, 931. 95 132. 82

5.5 T HIRILA RME 5 E T 5E LB RN HEFF BB 1048 £ 27 B 5 A 40

F5 | gl i3 44 K ¥a (k) | ARME Oo) | HEEEFEEERE (%
24 MVERIT —9
1 232480032 /,h %%JT & 1, 300, 000 129, 586, 664. 11 4. 54
TG 02
24 =+
2 102400888 ek 1, 200, 000 119, 179, 101. 37 4. 18
MTNOO6
3 09240202 | 24 EIT¥#E & 02 1, 100, 000 111,421, 712. 33 3.91
24 AT IBAERAT
4 112406305 ST AT 1, 000, 000 99, 080, 196. 69 3. 47
CD305
5 240179 23 Kk 01 800, 000 83,011, 436. 71 2.91

5.6 T HIRIZA RME G E & B 13E E B RN HERF BRI+ 48 B SCRRE S L5
e
T ARG AIRE WA RS A 5™ SCHFIE SR

5.7 MEMARILA RNME A E ST E ELFIR/NEF AT T4 SR 5 940
T RS ERRFFA ST E R




2 I A5 BTt 2024 AR5 3 FRPEAR

5.8 T HIRILA RME 5 E T 3E B RN HERF BT L2 BUES 5 A48
T AREESAR G AR A PG

5.9 MEMAKRAR SR EWE MR ZE LU

5.9.1 AHE LB BER
A U MR H 00 7F J [ B S 80 RS PEAT o 52 53 BRI L A B 20 AT 32 50

5.9.2 MEWARAESET N EGA ISR HA

I\ 7 AR 7
1R g% EaE (/) SATHE G mﬁ’;ﬁ}{‘ﬁ R FE 7 3 B
T2412 T2412 144|151, 934, 400. 00 95, 431. 58 -
N RIMER S RS o) 95, 431. 58
E A E ARG o -2, 587, 501. 05
E i R B m A A A o) 95, 431. 58

5.9.3 AW E BB EIPM
ARG Z 5EGIINRR LS, 5 EEEEIIE M & & R SR E, R A R0
k55 RN, FLAE 5k < 1 i A RURSE AR X 7T 42

5.10 HEAEREIE

5.10.1 AESHENI +LAIEFNRITERAFRTHIWBER I TLRFE, &
RGP HAl—FNZBIAT BT LTIHER

HRIE A AT IR R A
SIEBRAT A AT PR A A« M ARAT AR AT BR 2> = AE AR 5 G 1) H AT — 4 P4 52 2SS AR 1T A A T i

BRART .

AT TR PR UETR A H TR SRR PP AT & RH S RN 24 ) 1] B2 (R 2R

5.10.2 ZEEREMI T ZRERTENEE S RAMENEILRE
AT AR AR R AR -

5.10. 3 HALBEF=HI R

AT R A AT+ A2 RS R AT AR, A B BARAT B A IR A R

F5 b &/ o)

1 17 H PR UE 4 3, 852, 797. 69
2 |MUGEREHEAK 728, 698. 36
3 MR -
4 NMIRCRLE -
5 MUK -

% 100

3 12




2 I A5 BTt 2024 AR5 3 FRPEAR

6 AR RGK

HoAh _
3 ait 4, 581, 496. 05
5.10. 4 REWRFEE TR AT e {5755 B 40
VE: RIS ARG PR R A L T8 B AT #3555
5.10.5 HEWRIT+ LB EFELAERESZIRIE A
E: ARESAWRE AR K.
5.10.6 A A SR A FHIE WS
BT TNJRR, S0 55T eEE R 2.
§6 FHNEEHHES)
BN Ay
S FeEBHEEN G | FPEEHE | FEBHEEH
: A TE 5 C it E
s BA A 3 4 1 0 A 2,526, 781, 681. 25 114, 187.18 306, 635, 121. 02
i A5 3 1) 35 4 5 HR D £ 4 63, 936, 292. 28 - 2,447, 765. 34
ek - i 4 $UH 309 TR 3 4 S [ 473 0 575, 558, 044. 94 72, 391.92 57, 369, 977. 48

i 5 ST 18] 3 g% > AL B A (4 Bk
DLL =" )

s A HH AR 3 4 4 AU i 2,015, 159, 928. 59 41, 795. 26

251,712, 908. 88

§7 ZEBEANCHBEARERRFEESFR

7.1 ZEEEAFHEFESHBRIHER
e
7.2 ZEEBENZHER RSB RALEST 5 A
H: oo

§8 B HE RRIHMEEF R
8.1 EMIN A —RREFEESHF AL BT 205591 5
H: oo

8.2 HMBRE RN HMERGER
T

Bo11m o127



2 I A5 BTt 2024 AR5 3 FRPEAR

§9 FENMHHZ

9.1 HEXMHER
(1) o ERIE 2 1 TP 2 20T 38 = H @ WU 25 B 23 150 08 ik < B AR VR M ) SO A
(2) FEFFF =AW RS S AR
(3) ~F2Z=IF 8% = H 5 WIT T 232 AR J 4% B R 48 il
(4) B
(5) LI NS FREHAF . BRI A 7 AL
9.2 MR
VAN TH A EH X4 A7 25 FH % 5033 5P 22 et 34 )2

9.3 BERKFR
(1) $% mEE I 1) G B A5 1], ) 4 T AR 9 ) S A B
(2) BREIT ARG BB SN, WG HARES S APk SHmaRAT, %/ 0% H

if: 400-800-4800 (#HKIZiE#)

PRESEHARAF
2024410 4 25 H

o120 12

=



	§1重要提示 
	§2基金产品概况 
	§3主要财务指标和基金净值表现 
	3.1主要财务指标 
	3.2基金净值表现 
	3.3其他指标

	§4管理人报告 
	4.1基金经理（或基金经理小组）简介 
	4.2管理人对报告期内本基金运作遵规守信情况的说明 
	4.3公平交易专项说明 
	4.4报告期内基金的投资策略和运作分析 
	4.5报告期内基金的业绩表现 
	4.6报告期内基金持有人数或基金资产净值预警说明 

	§5投资组合报告 
	5.1报告期末基金资产组合情况 
	5.2报告期末按行业分类的股票投资组合 
	5.3期末按公允价值占基金资产净值比例大小排序的股票投资明细
	5.4报告期末按债券品种分类的债券投资组合 
	5.5报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细 
	5.6报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细 
	5.7报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细 
	5.8报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细 
	5.9报告期末本基金投资的国债期货交易情况说明 
	5.10投资组合报告附注 

	§6开放式基金份额变动 
	§7基金管理人运用固有资金投资本基金情况 
	7.1基金管理人持有本基金份额变动情况 
	7.2基金管理人运用固有资金投资本基金交易明细 

	§8影响投资者决策的其他重要信息 
	8.1报告期内单一投资者持有基金份额比例达到或超过20%的情况 
	8.2影响投资者决策的其他重要信息 

	§9备查文件目录 
	9.1备查文件目录 
	9.2存放地点 
	9.3查阅方式 


