Hf

TR

2024 4

—
N
f—a

&
532

\7U

i

2024 4£ 9 A 30 H

g TH AR A RIRE

ER &

EEBHAN:. EEEZAHAESEEERAT
EETEEN: PRHBITROGERAF
WEIXHHER: 2024410 H 25 B




B}

B MR R D) 2 R S TR SR Rk G 2024 457 3 TR,

§1 BEERR

G N (K 3 0 O S ORIE AR, TR B/ R R B 3R PRI s 8,
FEAF LA A A BLSEE  HERAER E BA A A AN  B A AT

FGFEE NP EIRAT IR A IR A A RIEA I G FHE, T 2024 4 10 23 HE& 7 AR
I S5 FR AR AR B ARG SN, RIEE RN B RBRICE. 1R SRR
KR -

B BN A& LLWSAE F L SR 57 19 S5 0 B B4 5, (EANRIE RS & — @ A

B M SO REIARRIL . STTE KUK, Bt e H 30 R A BT 4 ) A
e RS IR

AR I 55 BORER Z 1T

AR EWIE 2024 F 7 1 HEEE 9 H 30 Hik.

§ 2 B& 7= Mg

FE &R H &g I HERE

e TR 450003

R (S LT

e ile sy VeS| 2007 4E 3 H 22 H

et BIR B S A0 B 300 1, 546, 416, 915. 23 f

EPAN=R FEES T KIIGE, BSARRIGES B K R 5
FEMEARAE Y BT A RIS, B B AR E 1
BE A AH

P SRS ERRLE b, AEERH “H ML MAGHET

%, MW ETA R RO AT SRR B A 4, 2
IR e, MREWAETILS, #g KK
L=

FEIZH Y “E WL SRS, AR T B AR AL
3 MBI B A E RN MUK K SR I, 52
ANFE B B B A R AR A

FERCEA T b, ARGz e e E B 7575, il
T A E I 5 o A ATy e b, ks R A
RS AR L ) K B SR M BAR O SR A
I

FEMZFBEEE b, ARSI BT B R T
SEAEPIBR, AN 5y SEHETIUE 558 M I, s 80 70 97 R4

SEAELAIBIT ST PR it
M= e i 85% X MSCT HH [ A 4R #+10% X it B it S Fa g (4
+5% X [R]L A7 S

%20 k121




B M S ) SR S TIE SR Bk & 2024 £R57 3 R

AL 2 AR5 AIE KRG IR GBI S, HTUANES S U A AP T
MRS, mT ARSIt mdigEse, BT+
A UL S AR5 AIE (PIIE S5 T 2 4

A== N Hifg & 2 e RIS E A PR A A

HEEFEEN H EARAT I A PR A 7]

TR R HE L R S RTRR HEE HGRE - ANRT|EEE HGRE - ARM

N IR 5 AR 450003 960021

T IR T B o Gk 4 AU A

1, 544, 482, 286. 05 1

1,934, 629. 18 11

§ 3 EEMFIIMESHERI

3.1 EEM SR

fr: AR

AEH] (202447 H 1 H-2024 49 H 30 H)

B Rl AR e AART | B A s AR
1 AR S s 9, 998, 807. 49 14, 968. 19
2. A HFE 244, 647, 230. 91 354, 556. 14
3. IIRCT- 355 G A AR HH R 0. 1575 0. 1419
4. BRI G 0 1, 565, 142, 447. 09 2,456, 488. 17
5. AR I & A 1.013 1. 270

P L B SUR R G A AS A 0 A T (AL, TR G D
134, AT R SRR ACT B T T T
2. AMIDSIURSHIE AR BRGSO CR & AR IMEESIER) HIbsh
Kt IR MOAE, AHIFUE AT SIS0 FA 92 S A S

3.2 & ERI

3. 2. 1 &M PUHER KRR E 5 RS BRI s H T R

&8 I HARE AR

b4 bb s i v
VR K bR L 45 Lh A S U -
B [EEEK RO ‘ Wai EbrEZE @ O—06 @—@
i =0) i EE3E)
@
HE=1MH 18. 62% 2. 10% 13.61% 1. 41% 5. 01% 0. 69%
AN H 10. 23% 1. 70% 10. 74% 1. 13% -0. 51% 0. 57%
itk —4E -4, 25% 1. 50% 6. 49% 1. 02% -10. 74% 0. 48%
o= -25. 17% 1. 28% -16. 34% 0. 96% -8. 83% 0. 32%

Fo3u o121




B M S ) SR S TIE SR Bk & 2024 £R57 3 R

pUlI e ke 43. 29% 1.32% 9. 99% 1. 02% 33. 30% 0. 30%
H#E & AR
299. 15% 1.51% 41. 88% 1.37% 257. 27% 0. 14%
ERGER S
EEEBHHAGRAE I-ART
- o Pegibb
‘ TR B K R L 25 Lh A S v N
B [EEEKEO » " W EhrEZ @ O—06 @—@
HZQ lr§E6)
@
HE=AH 18. 58% 2.11% 13.61% 1. 41% 4, 97% 0. 70%
TENNH 10. 05% 1. 70% 10. 74% 1. 13% -0. 69% 0.57%
I E—4F -4, 37% 1. 50% 6. 49% 1. 02% -10. 86% 0. 48%
U e -25. 29% 1. 28% -16. 34% 0. 96% -8. 95% 0. 32%
U 43. 05% 1. 32% 9. 99% 1. 02% 33. 06% 0. 30%
B H 2
95. 67% 1. 26% 10. 21% 0. 99% 85. 46% 0. 27%
-

3.2.2 HESEFAEMURES RIHME KRZZ) LIS RS A dE i s

E B35 0 20 -5 SR -5 A — AN BLTh SR i3 T M S S 5 TS 3 Ml £y B 4G K SR O SR R ) 5 B A 30
s HE

480. 00% ||

420. 00%

360. 00% J\Pl

300. 00% \M

240. 00% l\

180. 00%

120. 00% W

60. 00% AN B et Ve el

0. 00% f -,

-60. 00%
od — [ ] =t Ly gl M= (=23 -— o o4 =t 5 M= 0 g o (] [ ] (=]
o od od (o] (o'} (o] od od (a8 (=] (=] (=] (=) (=) (=) (=] (=] — — o
2 8 53 ¥ - 2 g 2 5 5 8 8 I8 N 5 N o o2 o0g
~ ® & & & = & b % b b o~ Db o & = - & b ow
= (=) (=) = — — -— -— — — — — — -— o o o o o o
(=] (=] (=] o o o (=] (=] (=] o o o (e ] (=] (=] o o [a=) (e ] o
o o4 o4 od (o] (o] o o o4 od (o] (o] o o o4 od od o o (o]

|— EERHEERA- ARTRITHEEKE —BER L %iﬁ%a—AEFﬁ%iﬂkéﬁ%:Et&ﬁ$|

FoAap o121



B M S ) SR S TIE SR Bk & 2024 £R57 3 R

B VSRS H - AR T S T - S 55 Jel A Ml 555 PO AR SR N SR SRR TF S G 3
s HCE

200. 00% I

180. 00% !‘ Mr
160. 00% | A
140. 00% / '
120. 00% 'M" \J N&JW N\'l\
100. 00%
80. 00% Wh\
60. 00%
40. 00% ot 'ﬂl" A\ i N
. hdg*w,«u“,«w;mﬂfjtﬁk}““vhvmqwxﬁﬁWIﬁ A WJMMM¢M B mﬁﬂ*f““wwnf*vuw
LY M, nd® Y
0. 00% M"‘”‘Wﬂ N M“W\.wmw

-20. 00%
- [ - o o — — (o] o o 3] [T uwy uwy - - =8 ] [« (=
(=] — o (o] — (o] — o4 (o] -— (o} [} — L'} (o] — o4 =] — o
T A L T N e o
(=] (=) () () (o) [an) - (=) - [an) (e ] (o] o (=) () - (=] -— (=] (o)
R
(e (o) (o) [an) [an) (e (=] (o) [an) (e ] (e ] (e ] (=] (o) [an) (e (=] (=] [an)
o o4 (o] (o] (o] (o] o o4 od (o] (o ] (o ] o o4 od (o] o o4 (o] (o]
[—EEshEsRa- ARTRINPERKE —EESHESEAH-ART RS g K E|
E: AEEMEESSFEAZH N 2007 4 3 A 22 H, A4 H 2BMEHEAMEME H N 2016 4F 4

AT He AEEA 6 N RGN, SR IR GHeaRZ2E.

§4 HEARE

4.1 RELE (RESZEPNAE) i

A G B o 22 IR | 2 L )
E L BE Trmam [ meam| R s
AN B
Eii: G EE, CFA, CPA CIEHUIL),
. CHESAL), o eI S e T
s, EHE AT F A 33 I ] < S
S CABY . R A A A T e
s i BB A A BT F A ) (B FR
o EE EREEAAIRAR) LpLn, Wi
PRy 2SRRI G P LA ) R
s e [OHFRAZL yrip [CERMRATI AR, T
A H . OPIRNIMAIE, AR R,
DFSCR AR A CEITI 3 5 SO
BAL HIA P F TR MR HA
&, HE W, HahE SR A RS e A
G ARAEE. METELR A, [
A B R IR A 2 W 6
R 4 Al AR R 4 S B S S b
4. HE b A R4 O
TR Al




il

B MR R D) 2 R S TR SR Rk G 2024 457 3 TR,

—ERA
W & %
e ME
TR
A B
B AIbE S
s

Ee L R UEERE A “BAEB T 2 AR 2w sRoE e (RS H ARG H A, L
T, B ESLEK AEIRE N e S RAERH

2. R “UEFFANERR” TSRS IZ A R TNEE A I, IR BB
RS AT ) AR BR AR LA o

4. 2 HE ARG A EEIB/E BT EH U3

WEHIA, ARSEIN AR (PN RISIENESR B R SR KA ik, 74
AT (e 2ok E S DA SR G RNEF R R RS EE G ) WRUE, AEMSEM. SR
0 i DUV BENTIZ P 4 B 7, A AR 1) KU (R it B, D9 BE g TR N SR BO R 28, e 4%
FRBMBFA ANRIAT N R AGITGH G ERRHE MBS EFRINLE.

4.3 AP HE TR

4. 3. 1 A3 5 B FIHAT R L
WEWIN, AFRETTUIRS KA A TYE. RGN L5 ATl 15 SR SE75 1
BB HEIAT (AT EEBIED M2 I B RN 5 W 50 By AT Pl AN e it

4.3.2 RERHIT AN ETHRHA

AT ERAGIR (RS SR SIREHIEE) R R R A5 5 IR X575 58 5 AT I
o WA FAEER R A 2 RRAER H R A3 5 HRREE B0 81058 ) S il ZE S 24
H A8 B 5% 1E L -

4. 4 WEHNESRR T RBREIEST

2024 4E M ZFRRE, WS L B E VAT s B Oy — AN %], T U
2RI MTRE, BERH MG FaTRE, MR E B HRRICHAE, F KR
LR 8 FIURHK U 5t e 20 R 8 7 33 A TR . 75 L R LB S M B TBCSE «  H= B  25
7 T e S AR R S SR I, T L 1 AL K Bk, T R IAE ST 4 LS 5
F Sl T ORI S, 0 B A 4 IS o e o SR A, T S8 T IR o
BRJE B4 b TKAT 1 -

Foen o121



B M S ) SR S TIE SR Bk & 2024 £R57 3 R

T 3715 2 R AR iy SR S R 2 7235 BRATITI RN O3 R A I Id B SR ML ) —
B, A e SO RINITAG . o [ 22 G (s B AT SR TR AR ek, v BT A 5 KA
MV ATER IR 3% i R 22 BRI (0 B BSOS IR A O D) i Bie g B i . T B
SFECRIZL AR, KR A IR RE SR MG L, AT Al i E A K de it R A
IS AP R, BRATR X AR Rt 2, A KA T EATES, Mk
DIREAEANS JECHR, AERILBEH CLAE b B KR KR AR I RER 1137, R AR BA VIR T 5 Lo o

AIe e — BRFRR R AL, IR R U T i8N 1R TATRIRRSEA ], TiIa
R BB AT A E BN ARRBATRAE RS BRI = PR RA S, SR E
SEILR AR, 0 E R EEFARRNIE K.

4.5 AN ZE S KSR

A 2024 4R 09 H 30 H, A4 A RHEUFE Y 1. 013 7o, R WIN 804 i3k 18. 62%,
[F A2 LU v 0ok 13. 61%, B fwolk St LR E 5. 01%; AJES: H R ETFE N 1. 270 7o, #
N A A (LK 18. 58%,  [RIAML ST b AR ik 13. 61%, Bk St LELHEAE 4. 97%,

4.6 MEMAEERH ANBEEE R ETE R

o
§5 BmAEGHE
5. 1 REBIRESH=HEHMR

75 i H EH () R S B EL ] (%)
1| Bt 1, 474, 479, 533. 42 91.58
Hor: S 1,474, 479, 533. 42 91. 58
Fee - -
] 5 AT 7 % 83, 854, 915. 07 5.21
Hep: ffiF 83, 854, 915. 07 5.21
LR SRS - -
DRl K iy - -
G AT A SR - -
SN IR & il g 7 - -
Forbre S RIS N IR 8 4 il % B |

I—ﬁ:
AT 5 5 %A 4 51, 028, 836. 04 3.17
HoAh gt 688, 681. 97 0. 04
Ait 1, 610, 051, 966. 50 100. 00

5. 2 MEMIRZIT A RPOBERBAS

BT o121



B M S ) SR S TIE SR Bk & 2024 £R57 3 R

5. 2. 1 REHIR AT KRBT AR ER R HE

(v

ATk

~RME O

2 B HFHE B

Bl (%)

N N4

ER

il il

1,138, 701, 185.

96

72.

64

O[O |m | =

B BT R BOK A
N4

I

35,073, 516.

50

.24

HERAZE

ALl isk . AAEAIEEY

40, 049, 000.

00

. 55

7 A ROl

5 RARA R B AR R

36, 032, 882.

44

. 30

R4

212,938, 000.

00

.58

4

AT AR 55 ik 55l

11, 580, 000.

00

.74

BHART FEAEANR 55k

104, 948.

52

.01

KA RSN 3 it B,

JE B RSS « ABFRAI AR IR 25l

A

AR TAE

b R E RS

n | "lo|v|IolZ2|l=cR"NR |9 H|Zm|le|TO|E

G

#it

1,474, 479, 533. 42 94.

06

5. 2. 2 MEHIRIBATW A RIOBRER R ERRAS
AN R I L HE R A S LA B DR P A

5. 3 FIRIE A SOMHE & H S H =3 E LU /NP I B R B R A 4

5. 3. 1 |EARIEA FRMHE o Zo V7= B LB K/ N U BT 48 R B R 4

FFe | ARG BELAT | BE (R | ARiE Go) | HESTE T EERG] (%9
1 600036 AT 2, 600, 000 97, 786, 000. 00 6. 24
2 300122 BRAEY) 2,799, 950 93, 462, 331. 00 5. 96
3 601100 LERYAT YN 1, 250, 000 78, 750, 000. 00 5. 02
4 603899 JRICI A 2,218, 600 78, 560, 626. 00 5.01
5 603288 R R 1, 600, 000 77,072, 000. 00 4. 92
6 002050 AR 3, 200, 000 76, 256, 000. 00 4. 86
7 300782 L 780, 000 72, 454, 200. 00 4. 62
8 002648 PR 3, 853, 700 71,948, 579. 00 4.59
9 002142 TUARAT 2, 790, 000 71, 703, 000. 00 4.57
10 002475 SR 5 1, 600, 000 69, 536, 000. 00 4. 44

o8 u o121




il

B MR R D) 2 R S TR SR Rk G 2024 457 3 TR,

5. 4 MEWIRZE G AR BFRRAS

e

7% kb Al

KRME Co

e A o)

1

X i

83, 854, 915. 07

2

RATE

3

SRl iR

Hrb: BORME &R

Ak iz

Alb A R BT o

B

A CRTAZ D)

[F Mk A7 5

O [0 || |1

HoAh

10

it

83, 854, 915. 07

5. 5 METARIE A A b 2 & B 713 E Le I K/ HEFF B BT T4 B 3R PR 4

Fo | G | BIRAR [BE 6B | ARE Go) | SESRTEERE] G
1 019706 | 23 [Hfi 13 700,000, 70, 659, 246. 57 4.51
2 019693 | 22 [Hfi 28 80, 000 8, 156, 536. 99 0.52
3 019740 | 24 [Eff 09 50, 000 5,039, 131. 51 0.32

ol

[$)]

()]

()]

()]

()]

()]

()]

.6 REHIRIE A SOME GBS T8 H B R/ HEF IR +48 B SRIES B R
Gk
AT AR AR R AT B SRR SR

LT RERRE A SAHE SR ST E IR ERF R L4 & R SR 4
W E G, REEALHETEIR.

- 8 ERIRIE A SO E 5B S T3 E H ] K/ HEF BT LA BGE S B B 4

AF AR AR ARFFARUE.

9 MERFESEB R BAEH R HH LS

- 9. 1 WFHIARA RS BB BB KR A1 35 A 40

RAEIEEF, AREABRRRIRI.

.9. 2 AESH BB BB R BUR
WRIEREE G, AR S AT AT

10 MEHIRSE ST R KB G 5 1B 0L i)

- 10. 1 A H AT B R BUR




il

B MR R D) 2 R S TR SR Rk G 2024 457 3 TR,

~

WRyERE G R, ARG AT E G

5. 10. 2 $REIARA H: SHH ) BT B /e A 28 40
WG G, AREEAET E A,

5. 10. 3 23 H R BRI
IR A, AES A7 E A%,

5.11 BEHASHMEME

5.11. 1 AESAIIBE KA HBIESFF, LREHARTEZEPMER LR AR
), BREEIR S G| H AT —ENZINER S I ATTEI AT HES.

5.11. 2 AEER R THBEH, BAERETBUESSRAMNEZERBREEZS
HIBEE -

5. 11. 3 HANTE =

S HFK SR L)

F
d

1 HARIE S 141, 085. 26

ESCIE S 17 Sk -

B2 A -

IS GIPSS _

IV TR 547, 596. 71

FoAt MR -

Hofh _

(N[O |O1 |k |W ||+

it 688, 681. 97

5. 11. 4 R EIARFFA B4 T8 BOW 00 I R 855 FA 40
AT AR IR AR FFAT A T B N P 3 57

5. 11. 5 AWK AT 142 B F - A AEUE 52 PR 1% Ou K U A
AT AR IR HT A48 I 2 A AESIE S BRSO

§ 6 AR ES B
BT A
s . HEBhAEGRES --A
5iH HEBAeRe AART | T E%“”
15 B A3 4 0 AU A5 1, 570, 407, 255. 76 2,664, 139. 91
5 3T 30 1) 5 4 5 FR I 443 0 8, 452, 850. 13 -
ek - T H A A 35 4 S R [m] 43 43 34, 377, 819. 84 729, 510. 73

o100 4k 12 51



il

B MR R D) 2 R S TR SR Rk G 2024 457 3 TR,

5 A HA 0] 2 S 3R R S B (A B
/DDL “=7 TEHE)D
e 15 A HA AR S 4 4 B A 1, 544, 482, 286. 05 1,934, 629. 18

$7 ZEEEACHEERERHAEESEIL

7.1 R&EEARFEELESHTRNIER

BT Ay
EEENAGRS AR | BEEBHHERES I-AR
iH
i i
et AW S N F A AR S & 10 0 14, 082, 423. 45 -

T IR SR/ R i 3 - -

075 Y1301k 52 1 /e [ i - -

s B RS N 1 AR £ 40 40 14, 082, 423. 45 -

7 J R B A B AR 3 A0 T o 2

0.91 -
AL (%)

7.2 RSEENZHEARSREALREEST 5 A
ASH A A AR AT BN 8 T 55 sl BEA 4 ) B 122 A T O

§8 MR HE RENHEMEERSR

8. 1 REMAB—RRERFAESHBLPIER BT 2058 1F 5
T

8. 2 MR & R M ERER

I B I TR IR EE AL SIES R A 5 T S, 2 T R QAR AL 5 IE 27 58 5 P L)
NIRIBCHE AR T R LA R AT T IR S8 2 St R AR A KU, B EASIR T2 RA B .
ZPE AR RTINS N R AR R . RGERUR . BURR
S5k o kg ] AR AT SR T BT A AR AL, PR S B BB T AR SR L
RS A 5 P R BUE AR L & B BeR TRMIBRUBCER . ALRUIER S 5 TR, & 507 IF Ak
WARBLTE T R ER « AESTIESR A2 5 T

89 REXHHEZF

9.1 H#EXMHFER
Ly A I 2 e 2 b [ s A Pl SR IR S S B e W T ) S (2015 4F- 8 A 8

Hilt, FEeARAREN “F 2w R E S T H SR EMIEF RS )
% 1ol gk 12 g



B M S ) SR S TIE SR Bk & 2024 £R57 3 R

2+ CE T REIREE T H ARG BRI 3 HIFD
3. (HEZWMERFEIAGRSIEFR RS HERI )
(& Z R E S D H ARG RNER B B SR E )
v R EIE M & BRI H A SO

s

Ik

&l

paity
S

()]

9. 2 T R
BB NI SIE ANREN SR T RSB ARG www. ftsfund. com,

9.3 ERHFX

L\ $eHEFAEIE G TP N ZE 0 A TN BRI T AR TS B 1, I 1T 4 TA 90 S A B
.

2. BRlidE 4 H A S www. £tsfund. com 2 [

HEE 2 RS EHARAF
2024 410 A 25 H

%127

Pz

12 71



