THmEFRZ LR RRHIESREES
2023 4E58 4 EEME

2023 £ 12 A 31 H

EE&EHEAN: LREEESEHEARAR
HELEAN: TEBITROFERAF
WREZHHR: 202441 A 19H



TR IR L P W BEER AR R 4 BT I < 2023 458 4 FRREIRT

§1 HER

FEE AR E RS LEFORIUEARMR S I BRI BIC . RSP IERE B E 8N,
FExF H N A E S HERA VAN 58 B MR AN ) S DA

FEIE NCEHAT R AR A RIIREAR S FHE, T 2024 5 1 7 17 HER T ARE
I S5 4R bR PRI R HEMEFNE, REEZABAAERRICHE. #SEHRA
#H RN,

B R U LLCSEAE L SR 51 00 SR ) AE B AN 8 927, (EANRAIE R 5 — 8 R o

F G STF AR AR A AR, 58 AR H 50 R SRR A2 B 1 A
e SAINEEE ST R TR

AR I 55 BORER 2 U

AR HIE 2023 4 10 1 HA&EZ= 12 A 31 H k.

§2 E &AM

TAHRFRE PR

[t

=
=

e
& | B

& AT 001171
1ET7 = RLTTF R
A A2 H 2015 4F 4 H 28 H

ot

i
o | R | &

o> | N

1, 476, 396, 777. 57 43

O
xd
&
H
ot
e
=
oy
GIX
&

X FRE TR R I SR B, By EIREA
H 220 A K IR 2 i BE S B e R (K IIZL A, i
RARRAT R0 A B P2 It 0 S s R AU 257 L 2
GHIEVE

BB R AT B e BB T ST B BN BRER T 35 AR 1, AR
W EMAGHBAT RS BWATFTBORAZN. IEFT Y
BATIRGL S [ PR3 A BU5 DR R IR AT T,
Wiz iz R easy, e kol A= E N
AR AE M T, £R A PR 22858 A MRS Y s KT
FETE AL A PR SRS 20 A7 (R 3tk E, SR 50
SRS, £ LB BRI R SR B

=
=
|
=

%20 gt 12



TR IR L P W BEER AR R 4 BT I < 2023 458 4 FRREIRT

FERCE LW, g M AT AT, & PR R R
FERCE L, 7RSI S K AR e s,
T R AN [ T 370 00 38 4 05 7 I AR i 2 7K
Wb g B A e v 80% X HHIEFEZ = PR B 5 K +20% X H i 2 & &
CRME) BBz % .
PRSI 2 RFAIE AREEG N RIS, AR RS K T & RS
RS, AEMESSRDHHES.
HEEHAN TR RS AR A A
HEFLEN T IERAT AR A PR A H]
)@ o P FE 4 1R F & TR R TARFREZ A ZE A TARFEE AR C
T @ I AL A 001171 012238
WERIER T B4 3L 4 5 A 55 1, 386, 603, 680. 16 1/} 89, 793, 097. 41 1y
§3 FEM S MESIFHERI
3.1 FEWMEIKF
B NRmIT
~ A HE (2023 45 10 H 1 H-2023 4 12 A 31 H)
B =0 7R
Eo5ie THRFL R A AR C
L AHIE s B 2 -40), 458, 209. 19 -2, 604, 609. 42
2. A HHF -35, 669, 510. 79 -2,982, 370. 41
3. MR35 35 4 Ay BA HH i) -0. 0234 -0. 0320
4. BRI &% i E 2,106, 545, 615. 06 134, 287, 837. 42
5. FARIE G0 A E 1.519 1. 496

PECEN N ub o B A Ak =1 A NS R R S S DANVN AL % B Sl R 5 E I AN S I ER MU e i S

LT Py

2+ AT IS RIREE S AR SN Bitilat . BN CRE A i i3k
) FABRARSC 9 FAUE RSB 25 5 AR, AR D9 A 39 CLse B e n_E A2 fe (i A2 3)

&R

3. FTASCRA AL BUR A OIRR — B, JEibi% R TN TF H B ST 5 H

3.2 HEHERIN



TR IR L P W BEER AR R 4 BT I < 2023 458 4 FRREIRT

3. 2. 1 ZEMBHEE KR LI E RS B R AR R A R

THRFRE B A
V&5 ER5E
‘ FEEKE | Sk | -
EMKEO ‘ el br | O—@ @-®
WHEE® | #HREERE ‘
HEE®
1. 49% 0. 93% 2. 03% 0. 77% 0. 54% 0. 16%
~8. 22% 0. 90% 5. 33% 0. 72% 2. 89% 0. 18%
~8. 44% 0. 94% ~7.59% 0. 70% -0. 85% 0. 24%
~16. 22% 1. 56% -28. 66% 0. 99% 12. 44% 0. 57%
144. 21% 1. 54% 2. 67% 1. 06% 141. 54% 0. 48%
51. 90% 1. 70% -29. 22% 1. 24% 81. 12% 0. 46%
ERGERE S
THRFRE L C
b & ek
‘ FEEKE | LS | -
HEEKERO o #efziFds | O—0 @-®
HEEQ | R EG) ‘
HE®
1. 58% 0. 93% 2. 03% 0. 77% 0. 45% 0. 16%
-8. 45% 0. 90% ~5. 33% 0. 72% -3. 124 0. 18%
~8. 95% 0. 94% 7. 59% 0. 70% -1. 36% 0. 24%
-31. 66% 1. 44% -29. 58% 0. 97% 2. 08% 0. 47%

3.2.2 BES S RAEMUNRES R THFEH K IR RE 5 RS BRI R
IR



TAREAE TR BRI T R B S

2023 £ 4 FERE

THRFEMARRAR T HEIE R E 5 R ST B vl 5 2R A4 57 52 58 T HE

140.00%
120.00%
100.00%
80.00%
60.00%
40.00%
20.00%
0.00%
-20.00%
-40.00%

z

Y

4-7“;;:‘:

3
:

h
j‘iw | Km\ﬂ‘%

!

IW"JJ ﬁ-"'/

{

# -"'\A\

{
o

¢
/

-

2015-04-28

201510-1

2016-03-25

2016-09-07

2017-02-20

2017-08-05

2018-07-03

2018-12-16

2019-05-31

2019-11-13

2020-04-27

2020-10-10

2021-03-25

2021-09-07

2022-02-20

2022-08-05

2023-01-18

|- TExzsLrEAT

i

e

4 [2018-01-18

T

=]

£E — THRAEFLBEAR T LFE s %

20230703

2023-12-31

THRFEE LR C Rt {EIE < £ 5 EIHAL 57 Bl 75 2R A4 57 52 58 3 HE
15.00%
10.00%

5.00%

0.00% {f 'u\lrj JI'“'uh
5.00%{f 1! ]‘LHI W

-10.00% WA Jqur...,{
15.00% VWY ﬂm h
=1 W ’\!
20.00% s
N ) I| U W) 1y N {ﬁi"
25.00% RUNNT ey "tﬁ/ W%A, .
IJHN Iw \ \ e, o
_ o | \ 'M : \f y,
30.00% \ i N Y
-35.00% W
— [} [3) [=] [~ (V] [~ [V [T} =t [yp] [} — ] — — = =] =] —
Lol (1] Lol [} [} Lol [} [s4] Lol L] [} — (] (5] — o (=] (] (=] [xs]
N o = T = S S
(=] (=] (=] - — (=] (=] o (=] (=] (=] — o o o o o o —-— -
T L 2 D e d d 8 8 e R R R m o
(] (o] (o] (] (o] (o] (o] (o] (o] (o] (o] (o] (o] (o] (o] o (o] (] (] [
(=] (=] (=] ] (] (] (=] (] (] (] (] (] o (=] (] o o o o (=]
[t [t [t (=] (] (] [t (o] (o] (o] (o] (o] o (o] (o] o o o~ o~ [t
|- TEREEIRECE I heER K — TREEFLRECRIT ISR E|

VRIS EEFT 2015 4 4 A 28 HAR.
2. MRS EGRAME, AREEOHIN6 MH. BERREYER, ARSMLEKE
7] 56 45 Wt P B 8 PR O R
3. ARG H 2021 £ 5 H 11 HEGN C K3k,

3. 3 HAhIAz
o

Reh

§4 BHEARE

4.1 B&2E (RESZHEN) i

% 57k

7N

12711



TR IR L P W BEER AR R 4 BT I < 2023 458 4 FRREIRT

FEARFE SR G LR | E5 Ml
EIREN | B | TR

Pi

LA, AR R E R A
PR T AT, 2010 SN TAR
Hifs, BULWFAEELSSE ., BEa
W, HELH, 201449 11 A 18 HE
A, FEAT T AR E BT PR AEA T Ik I S22
IEHRRRIESIE ST, 20156594 H 28
A 5 HZ4, 84 TS 7R 2 roh i 5 A
JUNZ3LIN EHRR RIS IS, 201642 H 3
. %R | 2015 4E 4 F _ 15 4F HZ4, AT TG AT S
W A 28 H IER KR FEILEZLH, 20184E 7 A 30
K05 HZ 2019 4F 12 H 23 H, $H4E THHHE
Zg L P 2 (e AT I S RNIE R R A e 5 &
2P, 2020 4E 5 H 20 & 2022 4E 6 H
14 H, AL THRIEEEEAH 6 N HE
I BUR A BUE R R B R S I R B
2021 4£ 3 H 25 H&A, L THREE
KR IRRATHE R R SRS E
H,

I\ ATERH BA S & R AR H B S8 H AT /M EE ATERH 1 SERH B AR &
HEGH M 5 (0 B ER H B

2+ UEFF AL SCGEMATIE 2 (BB O N G BRI ARAH SRRIE -

wa | B

4. L. 1 IARSRAERSE R = EH I RN R LN RS2 B F R E A AR
At HIARA I 4 F) K < 28 BETC AR AL 55 9 7 i BRI R R B 1 L

4. 2 BB REG RN S E S B/EEM TEH LA B

AN, AEGEHNRALM GEFRRE ) S REEMAREEER. 15
VLIPS SR R, RIS . B R ST 0 BRI P R e B, AR 4%
i AR At B, OB I #iR A AR B, TEIE S S0 HRA AF 2 M1T 8

4.3 AP 5ET A

4. 3.1 AP 5 BRI HAT B
NTAPRFRFERILTEN, R SRR ARIZ, o H A S RAL S R w55
HEHUT R, AFIRIE GEFRRESE) « GESMITRZE PR S 4 BL 554 B
) CGEFRMTREEN MRS E RIS EEEAE) « GEFREESEH AR AP
IR SR SEEEA A R A, BIE T (A PRSEHNEL) . (REL S NS

%60l Jk 123



TR IR L P W BEER AR R 4 BT I < 2023 458 4 FRREIRT

EHINEY » WA FVEBRSRE T AT RHEC T IR, IR KSR fidF
A AN RS AN T S A ZZ B AOK, W REAEAERRIMBEAY . AR i S5 VA S DU T i . ARl
T, AR ARG RS RS BRI, AR R AL BRAN 2 AR ELX TR — B2 A A R 52 5 76 3R 14
HEERBA S, YR T REPR A TR ABGRBATRAE, KT A VS RIEEAZ
PRI, HARFES RARFE G AT SN E I AR T4 A 2 AR AR AR 1 %
16152 5 I S XL 5y o

4.3.2 REZHITRRE R

AIEEARE N R MR L G RGN, AARFHRRAES 505
NIFTEN R H 158 5 S B 1 B30 58 By e 1ZAIE 97 24 H BRSS B H) S%RITE LA 3 K. 5t
HEa B R HA R R FETALER H RIS, RFBARTIE 5 A at ik .

4. 4 WEHINE SRR R NBEa T

VU= R WA T T BRI B 9% RIS S 2 Gr e 05218, HRBURR 1B
o], ZUFARBRAAE AL, FARTTE . RS st A it “ IR X
BrAEERE, Xof AR B A A P S PR, DU AN R T 37 A 4 R B s i I, SRATRI R
SRAETE MR SRR AN PR HOERAT < 2 I Shlb AR, e ) 393D vt ORI B o

B 24T ML 3 = ZF B A by, Z2ErAT I RNLSHR T 700, HIUFEZ N 2T
B WHERHRRIEAMZR S VOGS AR R RIEFRS . A, BTG ERE
WK, HEWABURER TSN, BT S EmRL; KWE, ekt ns
HOLWH, THAESILINTE ST, LA 701 ERFEHETH I

FATHIB R 2T AR AT, BURASE 2 "D S5 Fr 4L, SEBsRms ik B~
1 LR, fEFATMLACE Bl bty BR7 as o Q8 2555 A7 Mk iRt i) i A7k 23
R S IEMAN TSR G ISR, S SR BB, AT B S, FivA 2 I
2-3 FYEFERFEL R R AN BT SN SR BUR AR i, Skl [ 77 2 w) 32 a1l 1 AR AR
TR T SEIL LA AMYY, M B INIEAT R . BT 2552 S R SRS BD S R I
bf, JEHAEATIL SRR By beta BURFPERE MR AL A . — SEIEACTT AN BF S 1147 15 77 (AR
U B BT AR AR S5, B ST AR A I OCRASS ATPRIBCEARES, ME
Sk SRS NIXT, AN ST AR o

JEH 24 4%, REREARTARIITI A, HIBECRITE MT2E RBA R, 70 KU sy
T, AGEAL TR, BT A L AOHL SR TR0 AR, SRR e B B o B 7 B ir

T Y



TR IR SR R SR 5 B

2023 £ 4 FERE

PR 2547 MU 1390 301 A1 R A i P 4 I PR T S A B A RS (i 4 7588 AR (A5 B ) R TE I B2

77 BATREIY
Al e F 7
FRARTEAR I, A RARI 322

28 17 S B T B SR M1 J B B AT H R

4. 5 HEHAESHNL SR
A IAA, AT A BT E IR A -1, 49%, ABES: A 800 7 LB HE 5 2 2. 03%;
AT C P BUFEIE KA N1, 58%, AFEE C Ak S LA fE 2t 3 -2, 03%,

4. 6 MEMARSTFA ANBRES B HETE UL Y

AREE SRR WA BT fih & 2014 45 8 H 8 HAUM (ATF5

H i NEHCIH2G. 2R E PRIk
, H R SOy ARk 3 NSRS 20-30% [ H A4 K:, PE fHEAE 20-30X [X [ fr)

ST FEST R 25 M. LR B LSS T

USRI SIS R B p

1) I — %M &
§5 BMEHEWRE
5. 1 EMRESEZEHEBMN
HERE
=21 i &8 o) e mﬁ&ﬁﬁtuﬂ
1| Baass 2,091, 587, 502. 81 88. 77
Her: iE 2,091, 587, 502. 81 88. 77
2 | HekE - -
fi] 5 WAL 2 45 _ ~
Hr. ik - -
T CRFIESR - -
4 | e R - -
ERIATAE R - -
6 | LENIRESRET = -
Horpre ST 3R] AR SN OR B 4 it ~ B
F
WATAF A H A B i 258, 104, 337. 86 10. 95
HAth %= 6, 502, 488. 83 0.28
fann 2, 356, 194, 329. 50 100. 00
VE: BTSN R 80 & 2 S B B I Tl S &kl R R R £
5. 2 MEWRIBATV R EREHE
5. 2. 1 MERRBEAT L RABEARERELHE
. HERF=IFEL
fer A ARHHE GE & i“;fﬁ

98Ul Hk 121



TR IR L P W BEER AR R 4 BT I < 2023 458 4 FRREIRT

N VSN NN -1 - -
B PRAN - -
C [Hili&lk 1, 458, 332, 017. 39 65. 08
D[S BT R SOKAE PR R

VA4 18, 412, 150. 00 0. 82
E (5 - -
Fo e mZEE 270, 901, 252. 21 12. 09
G prdEEk. g HgEL 13, 981. 41 0. 00
H o fEmEAEDL - -
I [[FEAfE. BHME R ARS

N4 1, 833, 607. 03 0. 08
T |ERlk 54, 534, 641. 00 2.43
K |EH7k - -
L (SRR S5 IR 55 3, 058. 00 0. 00
Mo RFEE TR AR R S5 174, 002, 464. 46 7.77
N PKFIL FREERIA Lt i H 19, 002. 11 0. 00
0 |ERMRS . B AR - -
P BB - -
Q | PAEMHSTAE 113, 535, 329. 20| 5. 07
R 304 BRI - -
S %A = -

it 2,091, 587, 502. 81 93. 34

TE: BT R 2 S E 2 e B iE R LB 2 I A5 Sl REAT R

5. 2. 2 REWIRBAT W/ ROBBE R R M ER T A S

T

5. 3 BIRIZA S E 5 2 B 1B EUF KR BB B B B 4
5. 3. 1 WA FARIGA FRME o ZeB 7= (B A5 K/ N HE P R B+ 42 BB 3 R W 4

Fe | BRERE | BRESK  |(HE (B | AE o) | HEESEFEEE (%
1 600276 1 B [ 24 4,300,001 194, 489, 045. 23 8. 68
2 603259 2 ] et 2,090, 000 152, 068, 400. 00 6.79
3 000999 T = 1, 900, 000 94, 487, 000. 00 4.22
4 300760 LG EST 325, 000 94, 445, 000. 00 4.21
5 300122 BRAEM 1,178, 800 72, 036, 468. 00 3.21
6 300015 % IR IR 4,500, 010 71, 190, 158. 20 3.18
7 000423 ZR B ] fig 1,412, 600 69, 669, 432. 00 3. 11
8 000963 IR PEZY 1, 580, 300 65, 519, 238. 00 2.92
9 688235 ER i 418, 189 58, 144, 998. 56 2.59
10 600976 fek A 867, 900 56, 630, 475. 00 2.53

Ho9pl Ik 127



TR IR L P W BEER AR R 4 BT I < 2023 458 4 FRREIRT

5. 4 WMEWIRILFF MM RO FFRRAS
ARG ARG A RFFA 6T

5. 5 R H BRI A SMME S ES T 1#E B NP R A A RS R B4
ARFE AR A RFFAT 557

5. 6 A FARIZ A SOMHE o 2 B 7138 H I R/ HEFR BT+ 42 B SRS R
Gk
AT AR AR A B SCRFIES

5. T WG BIRIE A SEMME 5 EE B3 E LB AN HRF BRI L4 5t & IR B U4
AREGAMEMRRFFA )R .

5. 8 WG BIRIE A SMME (5 & T 713E LB MR BT L2 BUE R R B 20
AREEGAIE AR RFFAROLE.

5. 9 MERFEEBR R KB B 5 1B DL Ui A

5.9. 1 IR &G HIARARSH TR BTSN 2m HA
ARFE ARG IR RS AR DL 58, LI a5

5.9. 2 AESBH BN R M BHBUK
AAREWIN, I RIS BRI ST AT H508E

5. 10 & AR AFS BB H B IR 5238 5 ot it A

5.10. 1 A E AR BRBUR
AR, AR RIS E GO T

5.10. 2 |MEWRAE SR RN E R HF SRR EHA
AL G AR IIAKRFRA B A T4 %8, e BAlE 402k
5. 10. 3 A1 H A 2 B Z -
ARG AP, AL G R 12 G B8 AT 8
5. 11 BFHAESWHEE
5.11. 1 ZEERENIT TR IEFNRITEAEAYED HIH SR ILRAE, &
EREREN BT —FENZREATES. IHEE

ZBO10 0 3 127



TR IR L P W BEER AR R 4 BT I < 2023 458 4 FRREIRT

A SR MIRT AAETF HARAT ERAIIR MBS SIS SR A, BE AR & i H AT —

FENZB AT AT

5.11. 2 HEHFMET+ L BRER T HES S M K& IEREE

ARSI BB VTR A4 IR AR Hh 2 e 15 [RDARE (R4 B B 52 P

5. 11. 3 FAh B =M B

s ZHR &R (B

1 FHARES 309, 402. 29

2 NG S K 5, 547, 279. 36

3 MU A -

4 |RIRE -

5 IR H 645, 807. 18

6 ARSI -

7 | At ,

8 =ann 6, 502, 488. 83
5. 11. 4 H|ERFFA AT H BRI AT 345727 1 40

A G ARG AR R AT 5 BRI T 3 5157
5. 11. 5 & HARAT 2 B B AR RE Z FRIE L F15E B

T
5. 11. 6 BB AH SR L ME R HA SCF R o

T

§6 FFBRFE S A 5]
BApL:
i H TARFRETA I A TARFZNAEE C
i WA 4 A0 A0 A0 1, 566, 216, 388. 53 96, 899, 494. 17
i A A 1) 4 Eﬁﬂﬁﬁ&%} 26, 691, 801. 75 18, 312, 507. 07
Rk - A 75 T A 1) 25 4 e e B ] 43 A5 206, 304, 510. 12 25, 418, 903. 83
m¢%%@%$ﬁ\1mﬁﬁ<ﬁﬁﬂ - -
/DL “=7 ﬁéﬁd)
i AR 2 B A0 1, 386, 603, 680. 16 89, 793, 097. 41
v R A ) 3E G FR R B A R B A RN R
2 AR A HTHA Ta) 25 4 e (R 3 A00 4 HH A A

§7T HREEHEANSHERRERH AR EHK R

% 1100 3t 12T



TR IR L P W BEER AR R 4 BT I < 2023 458 4 FRREIRT

7.1 BR&EEAFEEEES NI HER
.

7.2 BREEHENEHBEAFREREAE ST HA
.

§8 MR H RR N HADEEE B

8. 1 i E AN E—RRERFAESHF ISR BT 20%H1F 5L
T.

8. 2 M B E R AW EEAE B
o

§9 ZEMHFEZF

9.1 BEXMHEF
I A ERE 2 e T TARER (S 7R Ik IR 7Y
2. (ARG IR R RS R
(LARHE TR W BERRNE R B A S FEE )
(TARFEREIRZ LR HEH
SEHE NS EARALE . BRI
v BEEFEE NS BRI B
v AR S P i e PN AE R E S b AR S A

UEFF 5% 2 4 5 4 WU IV A SO A

w
/

S
7

O‘I

(o)

\1

9. 2 FHH =
T NS SFEE NFHMERT.

9.3 & AR
PG AT I RS 2R A . BT/ SO ARG, 7 A B I] A A b3 ST f) 52 B
4

IRMEEESEHEFTRAF
202441 5 19 H

o120 312

=



	§1  重要提示
	§2 基金产品概况
	§3 主要财务指标和基金净值表现
	3.1 主要财务指标
	3.2 基金净值表现
	3.3 其他指标

	§4 管理人报告
	4.1 基金经理（或基金经理小组）简介
	4.2 管理人对报告期内本基金运作遵规守信情况的说明
	4.3 公平交易专项说明
	4.4 报告期内基金的投资策略和运作分析
	4.5 报告期内基金的业绩表现
	4.6 报告期内基金持有人数或基金资产净值预警说明

	§5 投资组合报告
	5.1 报告期末基金资产组合情况
	5.2 报告期末按行业分类的股票投资组合
	5.3 期末按公允价值占基金资产净值比例大小排序的股票投资明细
	5.4 报告期末按债券品种分类的债券投资组合
	5.5 报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细
	5.6 报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细
	5.7 报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细
	5.8 报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细
	5.9 报告期末本基金投资的股指期货交易情况说明
	5.10 报告期末本基金投资的国债期货交易情况说明
	5.11 投资组合报告附注

	§6 开放式基金份额变动
	§7 基金管理人运用固有资金投资本基金情况
	7.1 基金管理人持有本基金份额变动情况
	7.2 基金管理人运用固有资金投资本基金交易明细

	§8 影响投资者决策的其他重要信息
	8.1 报告期内单一投资者持有基金份额比例达到或超过20%的情况
	8.2 影响投资者决策的其他重要信息

	§9 备查文件目录
	9.1 备查文件目录
	9.2 存放地点
	9.3 查阅方式


