RERBMNIEREIEERSE
IEFSREE

2024 4

—
N
f—a

532

=5

2024 £ 9 A 30 H

i

Ve =
=

HEETHAN: RRESEHFRAH
EEFXEN: PEILHBITROERAH
WEIXHHER: 2024410 H 24 B



T RERIE IR IR & 2024 4E58 3 R

§1 EERR
G TN (¥ 3 0 O S ORIE AR, TR B/ R R B R PRI s
TR L A LS L R I A 58 BV AR AN Sl SO TAT
FEFEE AP E THEAT RO A IR A AIREAR S FME, T 2024 4210 H 23 HE&X A
W5 I S5 RbR . ERIA R ARG EAE, REERAB AR RICE. % SR
NN PN iR S
S AR DLISIAE S B B i) BRI A8 B N i P 2R 4 58 (HANDRAIE R — E A
RN GUFARIARKERI . BT MRS, B FEAEAF 0T DR SR N A-4H 5] 32 A
Fe G HOFH SO B SR
AR 55 BORER 2 H T
AIREWIN 2024 47 H 1 HEE 2024 459 H 30 Hik.

§2 B&7= MR
e RTRR Ze RIS IR TR &
4 TG 003378
%ﬁ@%ﬁﬁ EZESEIVDED AW
SRR H 2016 4F 11 A 28 H
ﬁ¢%Xﬁ (R IIsE i 811, 841, 898. 84 {4
g d=Rin AN BB B %=, JRE R R B e RyGis H 2 fhokng, 78

A B KU (R 2 E, B SR ST L BCEEHE W as KT, )
G SRR G 0 () K AR G

P SRS AEESHR A S E RN Z R MET i L E &R
R, B IR SEE N B SRR I [ e S as 08 YR o i
% (FIFAM R40) MR G T RE AR (MVPCT R0 & HTF
fli A BE R TS, X ARk K B ) & 5 R R AT VRS Al
B fEUCEA b, R T AR B AR DA K T 3 KR )
FEHGE R, TSR, iz HZREE i8R,
R e S AN 27 B 72 0 PR 2 R RURS: , i e RS B P~ il L L
i o

PSR BRI, ARt 45 A T I R A T 2 R R R
%,%%ﬁ”ﬁ%?m&ﬁmﬁ,ﬁﬁ%%ﬁ%*%ﬁ%&ﬁm
= SEREE T R R R

FOFBR T, AR AR T K R A B A S5 M2 5 A
Wishass, FIWGTR TR RES, IR RR IR
BEITIRHUY, A RBEH G ARSI E. S5
AR R R N B P VPR S0 B0 R AT A ELRAT ozt

%20 k11 I



T RERIE IR IR & 2024 4E58 3 R

AT VEAG, A 2 U DA R & A5 A 22K, IRE I f5t
RIBCBE A

b 45 bl A F v 60%+3 I 300 FREUL i Fe+35%x P BT LR G M E  CevE) fa¥iolas

H4+5%+ G LA N I T B3R % (BiS )
AL 2 AR5 AIE AT AR AT S, TN RR AT AR 7K T T i 2R 7 3k

&, mTAEMESES RTINS,
== N TS B PR A
EEFEEN TR ARAT IR A PR A )

§3 FEMFIEIMESHERI
3.1 EEMZER
Bhr: ARt

F B 55 Fe A AW (2024 4E 7 H 1 H-2024 459 H 30 H)
L AR SeH 2 4, 388, 313. 36
2. A% HIF 88, 325, 582. 68
3. AT 3515 4 A B A R ) 0. 1093
4. ARG 0 = 1 1, 436, 645, 631. 45
5. HHAR I - 0y A 1. 7696

E: (D AW ek e AFLEN . B8R . HfbiN CRE2 fefir a2 shlieas)
FHERAR < 3% RTAME FI DA A5 5 Ja (AR 80, AHAE D9 A s liieas in EASI 2 se AR st -

(2) Pt SHR bR A OIEFFA NNEBEE 5 2 e 15 9, T3 A SRR s 7K1
BT E 7

3.2 & FERI

3.2. 1 ZSMBIHMER KR K H 5 FIH ST B AR e 2 57 H

‘ ‘ ‘ b4 b A
THEECR | PEIR | g | -
i B - " HRHER | O—0 @—@
® FREZED | RO »
HEZ®
E=AH 6. 49% 0. 96Y% 9. 91% 0. 93% -3. 42% 0. 03%
T EAAH 8. 65% 0. 85Y% 9. 20% 0. 74% -0. 55Y% 0. 11%
itk —4E 8. 52% 0. 79% 7. 88% 0. 65% 0. 64% 0. 14%
SR O ~14. 18% 0. 93% -5. 43Y% 0. 65% -8. 75% 0. 28%
kAR 75. 19% 1. 18% 13. 75% 0. 70% 61. 44% 0. 48Y%
HIE & &
113. 66% 1. 12% 24. 98% 0. 70% 88. 68Y% 0. 42%
AR B4

Fo3u o 11w



T RERIE IR IR & 2024 4E58 3 R

3. 2.2 ARG AFAEMURES RTHFERKRZZ) LI5S RS BEAE R
BRI R
R RERERILIR S RIDHEN KR SRR SR R a0 5 58 3 B L

180.00%

i
e TAA
IPHFMM/J ‘LW\

120.00% i
100.00%
M"'MMM“‘-M

80.00% M"
60.00% |

40.00%
20.00%

0.00%
-20.00%

A
-
5
e
Z

4
i
{
§

e

vy

}

\
}
S
g

2016-11-28
2017-04-27
2017-09-24
2018-02-21
2018-07-21
2019-05-17
2019-10-14
2020-03-12
2020-08-09
2021-01-06
2021-06-05
2022-04-01
2022-08-29
2023-01-26
2023-06-25
2023-11-22
2024-04-20
2024-09-30

[=4] ]
1 L]
(o] —
~— —
o0 i
ol ]
(=] ]
(2] [

s
P &

|— BEsER R RiD Rt LRI A A

Hr
s
mt
I

HCR — RRER AR

%

W 1. ARESERESEFT 2016 £ 11 H 28 HARK.
2. THWARE RS AR E, HEEHAN Y HESAFRERZ HESN A WS
FHAEWHIFEREERMZ 5w, EEHHE RN AR S S IG & eH T &R S5 F25E .

3. 3 HAthtets
T

§4 BHARE

4.1 RELE (RESZEPNA)

AR (I 4 2 BRI | 25
AN | BCAW | R

A | W%

B

FRART 2018 4 3 HIMAREAS, W
ERFEREMEIRESEH, TR
EEEARA TR, B
BhEE, IR 7B IER P E AR A
HEZLHERL, 201949 A 16 HE
- 124 SRR RIS IR RIS B IR A ALIE
FRE RS HEZT, 2020 4E 1 A 10
H 2 ST 2 R e e R TR A BUIE SR
I EI ST, 20204 12 A 30 HE
AAEATZR R AR TR TR A TR I 4% T 2
GHEZH,

T UEZE AL SGEMAT W 2 AR SR E o 2 b BARER H IR AT H 1545 A m A G A i

%47 3k 11

B4 dE| 201949 H
2 16 H




T RERIE IR IR & 2024 4E58 3 R

= 1 H

4.2 B ARG A AR SEE MM A 1503
AN, AR GE BN HE T RE AR U LI B FNAE, ARgialPRike
A, B IS E RS OB A AR R AT

4.3 NP G TR

4. 3.1 AR 5 ERPATH

RIEGE NN PR N E RN RSN S, BT AP S H AR,
7o WEHIN, AESGEIHNHEITIER S GEFRRESERA AL EHRSEL)
AT NI A AL S, I RGN T A7 s B IR AR i 28 5 A P IAT - SR B
WA, B A AT B R AL R, RS AE . BB ORI S i 5E
WA A NP

4.3.2 REXZT AL

ARGEBENEL T AL SR SMERE, SREZHT TSR FHMEER
Wz, IREWIA, B HIARGERNTAEREAES S5 A5t R B R A58 5 s
B BN AL Sy B IZAIE SR 2 H BRASE SHIE DL IR IR R IA R AP R W AT
HNo

4. 4 5 A S AR RIS AZ 7E A

FEMAGTTIH, 24 F 3 FELTMAINE, 25 @3 —g L5, SENEsRiE
RWEIE I, AESUH R — RINZ G, 25 B I T A .

B i35, MR IKRE, =ZFR A B BULLBOR kg, T 3775 2 5 OB
Ja W[, [ AR B BRI T RIS, =FEAATIER, I —gaTilkA
FREW LK, AR BT EHEE AR AT KR AT, A BRiE AT A ATk &
82 Y BN T 37 ) 1 T 520 o

B 51, AdkE—HI L TRERBRHES, FWEIERARZES ), s
T EZ G R R R RAAT WA A 7] . = AR S AR RO E RO A, IR A
B2y, WP, miflcE. W OSET ABAT AT THCE . B PR ARSI fr DRI A& (AR UL 2
Hbr, BB BRI M, DROEREE S, SREE i HAZWAL, BlEiil, R
e R L T Al o

W



T RERIE IR IR & 2024 4E58 3 R

4.5 MEHNE KNSRI
BEARR G WUORA TGO HIAEN 1. 7696 T, AR WIS M A EIEICF Ty 6. 49%; [
b S FEE IR MER K20 9. 91%.

4.6 ME AR SRFE NBEREE = E & Ui I

AR 3 A AR i R R D S AN AR B e AR AR AN — 3 N e B 1
T LT mmEE.

§5 BFEHEHE
5. 1 MEBRZET=HABMN
[ %A S G o 35 4 L T 1) Ll A
(%)
1| BB 1,191, 165, 026. 27 79. 85
Hrp: IS 1,191, 165, 026. 27 79. 85
FewT - -
] 5 WAL 2 5 % 60, 670, 983. 61 4.07
Hrp: fiigz 60, 670, 983. 61 4.07
e HFIESE - -
Dit ALy ariy - -
SRATA R - -
SENIRE G Rt 139, 941, 216. 99 9.38
o SR 1 S N IR 5 4 i %
- _ _
BT ARG H /AT A1 57,929, 403. 12 3. 88
Hoptr 537 42,099, 476. 70 2.82
it 1, 491, 806, 106. 69 100. 00

VE: AFE G AR BAAE 1 @ A S ML $55E A A So BN 281, 708, 374. 53 JG, K
B FEFE LA 19. 61%.

5.2 MEHIRIBAT WA R B ER R A S
5. 2. | REMRBATI A KRB FARERRA G

ey e ARHE G 5%%3‘5 f*ﬁt“
JANN VN NN G {14 6, 339, 022. 60 0. 44
B R 106, 114, 000. 00| 7.39
C [HliE 475, 317, 474. 80, 33.09
D |HAI. IS R OKAE AR

VA4 - -

%6

=
pes




T RERIE IR IR & 2024 4E58 3 R

E (@5 _ _
Fo bR FEEI 15, 477, 000. 00 1.08
G |dEisH. ShigARENk 91, 532, 500. 00 6. 37
H  fEEmEmol - -
I GRS, ARG EHARIRSS

N4 22, 443, 883. 62 1.56
J [l 28,903, 847. 49 2.01
K (b= - -
L [FSEAIRE 45 AR S5l - -
M RFEERF A AR RS 26, 189, 541. 68 1.82
N KA BRETRI A it 62, 685, 317. 75 4.36
0 |ERMRS . BB H ARSI - -
P HHE - -
Q | PAEMMSTAE - -
R 30t RE LR 74, 454, 063. 80 5.18
S |&E - -

it 909, 456, 651. 74 63. 30

5. 2.2 WEMRBATWA RIOBBER R MERRAE

ATk ARME (NR) i B T IE ] )
A FERER R 68, 171, 716. 84| 4.75
B 4 P AR T o 6,918, 983. 78 0. 48
C ¥ 93 11, 615, 055. 20 0.81
D e 19, 264, 037. 98 1. 34
E 4:fil - -
F ST IR - -
G Lk — -
SEEISES %N 23, 559, 263. 75 1. 64
I HERSS 152, 179, 316. 98 10. 59
J AR - -
K f5 s - -
At 281, 708, 374. 53 19. 61

a ERIN O 475 73 311 3-8 1

5. 3 FIRIE A SMHE G E SR = HE LB F R BRE R R A
5. 3. 1 IREHIARIEA FOME 5 ZEF ™ E LB KNP R BT+ 48 SR B 9 40

F5 | BEAR | RELAK KRPME O | SEESFEEHEE] 0
1 00941 Hh [ 5 5 1,450,000 96,042, 889. 48 6. 69
2 002223 RIS 1,800,069 68,906, 641. 32 4.80
3 601000 JEF L 11,000,000 56, 870, 000. 00 3.96
4 603129 HAHN 1 344,400 56, 440, 272. 00 3.93
5 600519 RMFE 30,0000 52, 440, 000. 00 3.65

BT 11w



T RERIE IR IR & 2024 4E58 3 R

6 600757 KAITAL IR 5, 500, 000 51, 590, 000. 00 3.99
7 600522 hR B 2,900, 000 44,921, 000. 00 3.13
8 000975 L4 [ s 2, 400, 000 44, 664, 000. 00 3.11
9 600988 TR T & 2, 200, 000 44, 374, 000. 00 3.09
10 01818 A 3,200, 000 39, 765, 331. 84 2.77

T T FENAE AH B ERREE, SRR ARIMMES 58y, A RBEE 2095

5. 4 MEWAREL G M RN MBFHRAS

Fits

7 b Ah

KReHE Co

2R B HRHE L] (%)

1

H X i

2

RATESR

3

&

60, 670, 983. 61

Hrb: BORME SR

60, 670, 983. 61

b i 27

Al FE YR B 5

ISR

A CRTAZ #45)

[F b A7 5

O |CO [ | 01|

HoAt

10

it

60, 670, 983. 61

5. 5 A HIRIE A RPHE G FE ST 1#E B DN HETF IR I S SRR B

F5 | sl | fimam [ BE G | ARt GO | SEEFRERE] 0
1 240401 | 24 &K 01 600,000, 60, 670, 983. 61 4.22

5. 6 T HIRIL A RMME 5 E ST 1#E LB /M HEFRIBT 42 B SRR 35

BH 40

AT AR AR R AT B SCRFIE SR

5. T WMEHIRILA RMME GRS HE B R NHRFRIRT L4 5 &R EH Y4
AREAMEIRARFFA SR

5. 8 WMEHIRIE A RME G EE T HE LA KM HEF R BT LA BGER R B4

ARSI G AR IR AR ARG

5. 9 MEIRFE ST R KBTI B 5 18 5L i A

5.9. 1 REHIRARE SR IR R AR 8 HAH
AT AR N AR B AR 0

5.9.2 AR SEHBIIPRPBRBUR

% 8

=i
St
-




T RERIE IR IR & 2024 4E58 3 R

AR K G A T S P R B B B AR T B
5. 10 M E AR A ZEE T B KB FUH R 52 & 0L vt A

5.10. 1 A& E AR B R BUOE
I G AR A U P SR L 5 4

5. 10. 2 $REIARA Z: S B 1) B BT B2 kA4 25 B 40
AR G A T ST P9 AR B U O

5. 10. 3 A3 H R R B R M
R B 4 AR W P9 A R AR 0

5. 11 |EHAHRE ME

5.11. 1 AESHRE AT +HBIESH K RAT EEA R T HAPMEMITLRAE, K
RS gH Hl—FNZBIATET ATTHEER

A AR P AR BB AT T A E SR RAT AR IR 0
MR —FENRZEIATFETT. A

FHERIREDL, R

5.11. 2 ZEH WA+ L MERTE N EE S FAME N EIERTEE
LSRR IAT TR BEE T, B BBUE 2R e RIE S R 2 AN S

5. 11. 3 HAMTE =

5 £ Fx 5 ()

1 P RIES 280, 474. 50
2 |BICIESRIE FOR 36, 865, 087. 35
3 | 583, 940. 28
4 MIRRE -
5 |BIHIEEK 4,369, 974. 57
6 |[FAhRYEK -
7 | HAh -
8 &1 42,099, 476. 70

5. 11. 4 HEHRFFA KA T HRHE T ¥ 5257 40
AR HE G AR R AR A TR K T s e

5. 11. 5 G HIAR AT 148 B B AP A FE Uil S PR U0 O Ut BA

AR AR AR BT+ 42 BB AR AFAE Uil A2 BRSO o

%9

7t

11

Pt




T RERIE IR IR & 2024 4E58 3 R

5. 11. 6 BE A SR & Mk HAB S FHEH 2
Lo BT & IARRR, 2T & T2 6 AT R A e 22
2+ A WIS T U AR SR 5 R

§6 FFMREE &1 i B

AL Ay
e 15 A A 35 4 4 B A5 809, 230, 697. 47
e 15 1 A ) S5 4 i R D 7 40 22, 350, 370. 52
il s HA A A 3 4 R U [m] 47 19, 739, 169. 15
o WA TE) SR 37 0 R Bl A (A4 A0 |
/DLL “=7 3HB))D
i A HH R I 4 0 00 811, 841, 898. 84

FE: R WIS G0 O A LRV B BB 3 B A e
§7 REEHEANGHEA R ERHAREHEN

7.1 ZREEEARFHRESHFEHNER
AN, REEHNRIZH A B H . R S A T & 1R S A

7.2 B&EHENZRHERRERR IR S5 WY
WA, RSB RIZ B B B (Rl sl S AT AL 1 A

§8 B R EH R HMEERF R

8. 1 IREHIN B —BREFHESHF LA BB 205891550

" A5 B A I S AR L S W AR FFE I EEN
" BFEESH
- LA 3] ,

o # G 5% N pEII=]=
i e | s gg zg ﬁg F A (A “?ﬁ
’ 20%11E [ X ‘ e '
Gl .

Ii]
Lilk 20240701

1 321, 032, 584. 67 0. 00 0.00[321, 032, 584. 67 39. 54
¥ — 20240930
N
A
PR XU

AR ML R E R S e B A B s T 2000, Bk BEAKS B DA DA KA

W5 KUk ], 3505 e T BN 28 B {5 F D P DR 2515 S [ BSGHE 2 S A B [ s T 1

o100 4k 11 08



T RERIE IR IR & 2024 4E58 3 R

PR ELAURE (] R DR, A Be 24 BN B A RRIF I 5 KR [T B, AT o o) i A B B
J— S M AR A

8. 2 MBI E YR MM EEE R

Teo

§9 #E AR

9.1 FEXMHHEF
() vl FRIIE M e T 2 ST 3 R 8 V5 R IE 245 0 Gy 1) S 1

(=
(=

qLp)
()

(FRFERIE AL RIGIC B R A TOESR B SRS A )

(FR BRI ik RO IC B IR A TSR R R A SR U 15)
(FR BRI 1% R HC B IR & ROEF R R R e E i)

(FR BRI 1% R IC B R A TRESR R R R e i BERHE L) .

9. 2 FFTHCHY A
e G T N AL AT AR FT

9.3 &R
P B S (S B RS ( (CPERFAIR) O B84 A Mg

(http://www. tkfunds. com. cn) FI A [E F W 2= 3L 4 73 52 Ak

(http://eid. csre. gov. en/fund) £

REESEHEARAH
2024410 A 24 H

H 1100 3t 11



	§1  重要提示
	§2 基金产品概况
	§3 主要财务指标和基金净值表现
	3.1 主要财务指标
	3.2 基金净值表现
	3.3 其他指标

	§4 管理人报告
	4.1 基金经理（或基金经理小组）简介
	4.2 管理人对报告期内本基金运作遵规守信情况的说明
	4.3 公平交易专项说明
	4.4 报告期内基金的投资策略和运作分析
	4.5 报告期内基金的业绩表现
	4.6 报告期内基金持有人数或基金资产净值预警说明

	§5 投资组合报告
	5.1 报告期末基金资产组合情况
	5.2 报告期末按行业分类的股票投资组合
	5.3 期末按公允价值占基金资产净值比例大小排序的股票投资明细
	5.4 报告期末按债券品种分类的债券投资组合
	5.5 报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细
	5.6 报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细
	5.7 报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细
	5.8 报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细
	5.9 报告期末本基金投资的股指期货交易情况说明
	5.10 报告期末本基金投资的国债期货交易情况说明
	5.11 投资组合报告附注

	§6 开放式基金份额变动
	§7 基金管理人运用固有资金投资本基金情况
	7.1 基金管理人持有本基金份额变动情况
	7.2 基金管理人运用固有资金投资本基金交易明细

	§8 影响投资者决策的其他重要信息
	8.1 报告期内单一投资者持有基金份额比例达到或超过20%的情况
	8.2 影响投资者决策的其他重要信息

	§9 备查文件目录
	9.1 备查文件目录
	9.2 存放地点
	9.3 查阅方式


