TIEERAFNBRKESEEF SR EE

2023 =

N
et
|—a

542

=R

2023 12 A 31 H

HEBHEAN: FEEFESEHFRAFR
EEFTEN: NUVRITROBERATR
WEXHHB: 202441 H 22 H



J7 IE R ACH AR & 2023 4R 55 4 ZRTR Y

§1 EERR

e TS S R R AR S TR R R AR R RO R SRR S R
JEEFC AT ZUIE L W P 52 AR B AT

FEATE NOOARIT IR A IR A AIRIE AR RS G FME, T 2023 4F 01 H 21 HEK 7 A#HRSE
IS IR S EEIRRRA AWM ESNE, EERA BN EERRITR. R SRR
# AR

G AR LIRSS (3 SR T 1 U P B RS P e e 2, (R RAIE B — s R

SR S A AR . BRI, $3 04 16 15 Hh R D il o 7 40 A
LRSI,

A V5 R R G

AERIE 2023 4 10 A 01 HigE 2023 £ 12 A 31 Hik.

§2 EE MM
F 4 TR T IE&E O MK IR A
R4 F A 008602
ﬁﬁ@%ﬁﬁ LTk
SRR H 2020 4£ 8 H 28 H
?&ﬁbﬂﬂik;i/\4 sl 155, 931, 198. 33 {7
SeARER N A FE G PRI F T KB e AL b, BRI ST 1
Fafg (A
Pt A mg K B R BOR SRR Bt e B s . RS
%\m#?ﬁ%% AT B SR IC B ORGP A MR R
T B S BT SCRFUE IR H 00 S L BT A B R T o
] 5t 1A T 45 7% 5 W 545 B SR s DA SRR H o
NG R 2 HIE T Y P LB B 25 28 X 60%+HTIE 4 R FE Bl 35 & X
30%+E A= FaH I i 28 X 10%
A AL 7 AR AIE AEG RGBS, T USRS = T 5 2
ﬁAﬁmmW%ﬁA,mﬁ?%Eﬁgﬁ N SR T
GO IO AR R SE, K TG HE @ AL R B8
&Aﬁ%\ﬁ%%EH&Q%MM££ 7RI R
58
REEHA T IEE RS AR A A
EEREAN POlVERAT I B PR A F
DER e A Al TIEEHGE MRS A | T IEE AR KIES C
B AL Sy AR 008602 008603
WAE WK TJE 5 I 4 B Ei 120, 730, 868. 06 3} 35, 200, 330. 27 4

%200 #1103




J7 IE R ACH AR & 2023 4R 55 4 ZRTR Y

§3 T EME It MESIFERI
3.1 ZEMEZ B
A NRMIT
AR (20234F 10 A 1 H-2023 4 12 A 31 H)
A
B LR FIEEHPREIRE A | FIEEIIRKIRS C
1. A O sl 2 5, 858, 660. 91 360, 300. 08
2. A HAF]IE 1,342, 397. 18 -1, 160, 744. 71
3. AL Y8 2 4 3 U4 Al 0.0110 -0. 0531
4. PR IE %18 E 121, 417, 507. 12 35, 409, 723. 97
5. WIARE SN A E 1. 0057 1. 0059
- AT R TR B S AIAR RN . BB HAURAN CAS A e EAE s s ) 41
AR 3% F S AR, A HARE A O sE Bl s i B AR A e B AE sl s
2. FTid W GFR b A BIEREA NAWEAS 5 & - i3 A, v A 3% G SEBrIg s /K FE R T
Fr o4
3.2 HERERI
3. 2.1 BRE&MHIHENKE KIS RS LR EER R R
FIEE M EKIRE A
Mb 455 s e v
B K R St L L HE
Frex  [EEKERO W FhafEZE O—06 @—®
HZEZD Wi %G
@
TE=4A 1. 02% 0. 86% -4.31% 0. 72% 5. 33% 0. 14%
TEANNH 1. 06% 0.87% -9. 63% 0. 70% 10. 69% 0. 17%
TE—5F 6. 84% 0. 84% -9. 35% 0. 69% 16. 19% 0. 15%
HE=4E -9. 22% 1. 18% -23.13% 0. 89% 13.91% 0. 29%
HE & AR
0.57% 1.13% -17. 35% 0. 88% 17.92% 0. 25%
R Z A
T IE&E M KR A C
b 535 s e v
B K R St L L HE
Frex  [EEKERO W FhafEZE O—06 @—®
HZEZD IETE26)
@
3T O 11



T IEE HHOORAKIR S 2023 45 4 R

HE=1H 0.95% 0. 86% -4, 31% 0. 72% 5. 26% 0. 14%
TEESNNH 0.90% 0.87% -9. 63% 0. 70% 10. 53% 0. 17%
A4 6. 52% 0. 84% -9. 35% 0.69% 15. 87% 0. 15%
HE=4E -10. 04% 1. 18% -23.13% 0. 89% 13. 09% 0. 29%
HE & AR

0. 59% 1. 13% -17. 35% 0. 88% 17. 94%, 0. 25%
ARG R4

3.2.2 BEES A FARURES RHFEIEKRRZ R HE RS R
TR LR

FIAL P FE AR SA R T R RS T h51=14¥ﬁJﬂ:iiilt;déiiﬁ%ﬁ&aﬂﬁ:iﬁiéiiﬁﬁrIZ?JiljiiéﬁkierlfL

00%

M

00%
00%
00%
00%
00% 1
00%
00%
00%

2020-08-28
2020-10-31
2021-03-08
2021-07-14
2021-09-1¢6
2021-11-19
2022-01-22
2022-03-27
2022-05-30
2022-08-02

2021-01-03
2021-05-1

2022-10-05

2022-12-08
2023-02-10

2023-04-15

2023-06-18
2023-08-21

—HFEEBFHEAKESAZ T FEIGKE — FEEFFLAKESAZR TN SHUEWE S |

2023-10-24

2023-12-31

AL IPMFE AR SCRIT SIS I h51=14¥ﬁJﬂ:iiilt;déiiﬁ%ﬁ&aﬂﬁ:iﬁiéiiﬁﬁrIZ?JiljiiéﬁkierlfL

00% M
00% A W A\j
00%

00%

6. 00%
0. 00%
00%
00%
00%

all

M”

ﬂv‘""\ I.JH, l_,

\
%’“ﬁaﬁﬂﬁ}] ﬁ m4ﬂ1ﬂhm fﬂh 1

W I

Y

2020-08-28

2020-10-31
2021-01-03
2021-03-08
2021-05-11
2021-07-14
2021-09-1¢6
2021-11-19
2022-01-22
2022-03-27
2022-05-30
2022-08-02

2023-02-10
2023-04-15
2023-06-18
2023-08-21

— HIEEBIFEMICESCRETTRMEIAKE — HFIEEFHPFH

}-,|- 2022-10-05

o4
(o]
=
(o]
i,
=

CRACERITI AR U E|

#1170

7N ~

%4

2023-10-24

2023-12-31



T IEE HHOORAKIR S 2023 45 4 R

§4 BHAMRE

4.1 B&ZE (RESZHEN) FHir

AR 4 1K 4 2RI | A2 ol
AN | BEAW | FR

wa | % Ui B

THEHEREAN . 2008 4 4 H % 2011 4£ 8
H SR T KIIE 55 A BR 51 AE A = B AL AT,
MAEATEBEFT 5L 2011 4F 8 H & 2021 4F
8 AR F KR SEHARAF, BT
AT S MR AL T 2021 4F 9
BT 7L H#E 20234 12 AT IEE S EHA
%ﬁﬂﬁmmi?H% PR F B 2 4% B AT R B, 2023 4F
TrEEv BTN A r - 15 |12 HEASTHIEE I SEEGR A
ReHse BB FEEAEAT U 5E N 2022 42 7 H
27 ARG WA, AL 7 IEE OB IR A Y
R RIS IS LT, 20227 HE
2023 4 9 H, {277 1E&E RISz 2 AIE
F RIS T GL T, 2023 £ 9 HER
AR, AR 7 IEE FR 47— R
HRNEH RS RS,

e 1 ARERHIA” A1 CBAEHET 435 2w Yo i e BT B EAAN AR H

2. WEF ML & SCGEMAT 2 GIEFR ML N 53 548 5 B 9D BRSO

3. ASL g 3k S A B BURAAERL 5 50 BRI R 2 2

4. 1. 1 HIARSER BB B E RIS R A 2 &4 5 7 B A i 5
AR R TR L

4. 2 BE NSRRI A AT S I2 1F MM F5 18 5L i B3

WEHIN, A SEHN ST RIEEE RS G RIE, REWSEM. SR
v RAEEN RV BEANGE T2  BE, AE AR T KU R A b, O3k e B AR B
KA. AREGIEEERFGH REEREMEE SRR EMAE, TREESM A AT
AT

St

S

Bl

Bk

4.3 AP HEHHHA

4. 3. 1 AF3Z 5 I B HHAT L
WEHIN, AESEENBIT T GEFREEEE AT AT 5 HIE RS EIL) A OF
IEE RS EHAWAR AT GHE) BIRE, i RGN A5 2 B 55385 s f2 il

TG NPT, AR N E T A R HAE
% 57 4t

|

117



J7IEE I AR S 2023 FF5S 4 ERFIRE

FERCR AR AR T, AL G E BN 1 40— BB TS B & A4 =] A
PN REGULPENL G0 R, IR S BT A SR TTE 2 . BB SEt 5B iR 37
A FAERIN 2 (RS BRAHIRE, ISR R R SR AR ER ST BUR Rl 7, el e
FERBGE N B B R, @R RAGREHUE BB R RE IR, E A B E . LR
BRTFBAMEE & 10705320, (AR B G2 B 2 [R5 @ 5L 555 B KIR AT 5HE BAH LR &

FERZ G PAT R, AREEHNEATRP LS HIE, ZHHIEMESH R EN AT
A5 IREFZ M FPLSE, Mg e R M AT T 1R %, BIR A TR R S A G . T
R RIEEIRINAL Ty, AGHE AT A 5 RS AN GE 35 1 HH R BEALAR] o

4. 3.2 REX BT AN T
ARG ETNES XS, G AN RRMARE SR ELHITHN.

4. 4 T H WA S BRI A AR
MERGHIRTEE, 5% TFELTFFRIFNIIEAN LTI, FEWAT e brE ST,
WA — LRI RS &, B AR KRR RRIRRCR, X BER R 2024 F-4 REH IR A HE
M. WEARWE, REACEEGLRA, B0 IZHE ANEN B BmiE2, ERZER
LUFIZHERR R, 2024 ERE TR EEAN . BIKE, BEE REIERIE IS, 5%
Bt R MEZRAE 2024 SEIZWTHENRE BRI, RFRATHOICHRH M E R R WK 2 58 T 2L
JE, AN TR RN H I HAE 1 A
MEARTIZEE, QiR s, ARzt LR 300 AR R L
ANAEFEE AKX, (EGEE PR, BRI, BR=7). BEERMERNRED
KERI S BRAE AN PR R, BRARRIFE 5T R A T, 75 R T RS AT BR . RATTIE 2%
T 2 5 R ARKR TS L, N RREBEA SR OSSR 2R R i, AT RIZER
W HRE TN 2
AR GAEART M TR, ERREF 1 Izl BOE PO IR, DLREINARAR 10 2
FATRE T A NN, EAEL MO, R 2 2R EE TR . AR IRBOR BIR AT, FIRE
I AR SRR B I Ay, (B e i e ZZ A RO B, T ] PP I, O XU B IR XU BE K
FESL SR b, ARBE G AR 4y DU OO R IR IS S e B B, 1 S R A2 4 A8
SRR C2H 1 BN B U R ) B soll, B WA s B in i, AR ALA =)
AR, SEATHII, AR LA BEE T RN BRI DA B S B B S, A
ARAF B S T (R A e 41



J7 IE R ACH AR & 2023 4R 55 4 ZRTR Y

4.5 WMEHNESHW SR

ARG WK T 1B HHAIR A A B 8U4HE N 1. 0057 TG, AR5 HIHE & AgE
FERK AN 1. 02%; B ARE IR T IE B AR KR A C B mEAHES 1. 0059 76, AR
FEMBUHERKZ N 0. 95%; STt S N -4, 31%,

4. 6 MEHAESFA NBRE S H - #ETE A
I 7 31 P AR e AN A S AT N BB 6 B E T BT O

§5 BB HEME

5. 1 MEMIRES R~ HEHNR

e

i H

s o)

G BB IR (o)

1

135, 009, 379. 12

83.63

135, 009, 379. 12

83. 63

AT ARG H AT

25, 664, 638. 84

15.90

HAt Bt

770, 163. 89

0. 48

it

161, 444, 181. 85

100. 00

VE: ARG AR A AT M T L3 M SR A S ML 2, 037, 545, 05 76, k4t
LR 1. 30%,

5.2 MEMIRIZIT UL ROBERHAS

5.2. 1 MEHRIATW A RNENBRER TS

o L ARl Go EﬁiﬁZfﬁ%
A PR AR B, vl 2, 818, 618. 20 1.80
B R 49, 369. 60 0.03
C |l 86, 935, 124. 69 55. 43
D By, BTy BRSO A R

N4 - _
E @5k 1, 928, 880. 00 1.23

ook 1w




J7 IE R ACH AR & 2023 4R 55 4 ZRTR Y

Fo bR AEE 2, 446, 448. 00 1. 56
G [iEiEH. SiEARENL 5,848, 927. 28 3.73
IR E X =R E 3 Q4 2,093, 000. 00 1.33
I & B AL A IS B AR RS 14, 041, 836. 38 8.95
NN 4 7, 962, 600. 00| 5.08
K |k - -
L BRI 55 R 55k 6, 351, 615. 00 4. 05
ISR 2T Ik N & a4 1, 995. 84 0. 00
N KRS BB Lt i B 2, 488, 800. 00 1.59
0 &R B HARR S - -
P #HE - -
Q | PAEMASTAE 4,619. 08 0. 00
R |SCfb. RE MR R - -
S |4E - -
it 132,971, 834. 07 84. 79
5. 2. 2 EWREAT WA RFERBERERERHHE
175 ARME NRMD i B & BB R o)
SR 2,037, 545. 05 1. 30
AT - -
VH B - -
eV - -
B - -
PR yT PR f - -
Tolk - -
FEBAR - -
HLAE IR %5 - -
NGEE A4 - -
55 b = _ -
ot 2, 037, 545. 05 1. 30
T P EAIERA AR RbsfE (GICS).
5. 3 BRI A oM E 5 8 B =1 E HL B R /N HE R B i 2 8 B B 41
5.3. 1 MEHARTE A SME 5 Z 8 3 7= E HL B RN HERR AT+ 42 iR 2 8 B B 48
e | RERE | REmak | %R gD |ARiE GO E%/ﬁ{ﬁgg f*ﬁt“’”
1 601688 HFRIES 390, 000| 5, 440, 500. 00 3. 47
2 600482 Sl 276, 000] 4, 970, 760. 00 3. 17
3 688186 PN ) 250, 500 4, 514, 010. 00 2. 88
4 688667 S5 HL L 50, 135 4,113, 075. 40 2.62
5 300348 KR 350, 000] 3, 608, 500. 00 2.30
6 603313 BHE 330, 000 3, 465, 000. 00 2.21

88U k11T




J7 IE R ACH AR & 2023 4R 55 4 ZRTR Y

7 002241 HOR WA 164, 800| 3, 462, 448. 00 2.21

300323 e 470, 000] 3, 440, 400. 00 2. 19
9 300253 TR 476, 000 3, 422, 440. 00 2.18
10 002092 R 560, 000] 3, 416, 000. 00 2.18

5. 4 MEWIRELBS WA RO RBEAS
BN = S S E I SERERUE

5.5 MEHARIE A RMHE 5 H& T 1#E LI R/ HERF VAT T4 i 803 A 40
AIE AR AR RFFA G

5. 6 & BIRIZ A RME G He & B 7 1FE L RN AT+ 42 B SCRRER R R
EE
ARSI AR A RIFAT B SRS

5. T MEHARE A RHE S EEFH#ELGIR/DHEFRET LA e R HA
AIE AR AR RFFAT DL B R HBLTL

5. 8 W EH WIRIZ A SRME 52 T 1#E B KM HERF BT T2 BUER K B 48
ARHe AR AR A BUIE.

5. 9 WMEWIRAZ SR B HIRIE I 532 5 B 5L Bi
ARSI AR AR BE AR B

5. 10 R 5 WIRAZ S BB 10 H G 522 5 B AL v A
ARSI AR AR I 5 [ e 0 B

5. 11 BB HEME R

5.11. 1 A SV BNAT+BIEF AT EAAML T HABRER I ILREE, &
ERGHF B —FARBATER. LTHHERY

AP, AR G B PSR IF RF A AR RI ZR SRR IAKE SR (AT -4 L%
R AT A e U ) S S, B R s Sl B D — SR 2 BN A TR BT AT

5.11. 2 S BB HAT+42 BER R Ml B 6 R E K& BB R
AR G IGEHIHT AR, B 2 e R ) 5 e PRS2 P 2 MBS

5. 11. 3 FHALBEF=HI Bk
| 75 | 475 | S GO




J7 IE R ACH AR & 2023 4R 55 4 ZRTR Y

1 A7 H PRIE 4 75, 654. 39
2 |NMUGIESRIEH K -
3 INMIKUEA] -
4 |NMIRRE -
5 IS H T R 694, 509. 50
6 | HAhSGEKR _
7 HAth -
8 &t 770, 163. 89
5. 11. 4 &G HRFEH KA TR AT 535 3 40
ARBE G AR WIAR R FFA AT 7 R v 3 4557
5. 11. 5 G5 R BT+ 48 I 2 P A IR 52 FR 1% 150 i 15 B
B G AR WK+ 44 I S P AN I 2 PR
5. 11. 6 B HH GG B HARSCFHR I 2
T s BEARER, 202 M5 STz (B v ReA e R 2 .
§6 P RE SN HET)
LR VAN )
i H FIEEFHIFMBRKIRE A | FIEEHHMRKIRSE C
i AT 4 4 A0 0 124, 980, 655. 76 4,125, 394. 31
i S0 ) 2 4 PR W A7 0 3, 860, 338. 13 39, 111, 520. 27
ek - Fix 2 3 A () 25 4 S E [R] 430 8,110, 125. 83 8, 036, 584. 31
i W TR) 2L SR 0 B S I B (4 B - i
/]\U\ “_» iﬁﬁU)
i BRI £y B 120, 730, 868. 06 35, 200, 330. 27

VE: e R S BN A, R [ A e e

§7 ZREEHENCHEARERRELEESHR

7.1 ZEEEAREEZSHIRIER
AR WA G BN RIS A Bt S A

7.2 B&EBENZHERERERREESTH WA
AR AT G BRI I A B e B A S

§8 MR E KN HMEEFR

% 1000 3% 113




J7 IE R ACH AR & 2023 4R 55 4 ZRTR Y

8. 1 MEMIN B —BRREFAESHTLHIEDIBGET 2058 1F 5
AR A AN AL B — P BT R AT ey B LL A 2 BRI 20% )15 1L

§9 ZFENXMFEFR

9.1 FEXMHEFR
(1) v EE e B e SR 1 S A
(2) (FIEEBHRKRARIER R SEEEF)
(3) (7 IEEHHSAAIR A BNES BRI ST L)
(4) (7 ERIBHSAAIR A BRESR B SHS R B)
(5)  EEEHE NS BRALIE B
(6)  EEAUE NS bR, B,

9. 2 FEHHR
BB AT B4 B AR/ S S A BT

9.3 wEFE AR
P T B4 A T A/ B ST N0 T S A B 4 B SO o RS ARG, BRE
A]TE A L R] P EUA A  SC R E  AF E R E A .

HIEERESEEHARAR
20241 H 22 H

Fo1rm o3t 11

=



	§1  重要提示
	§2 基金产品概况
	§3 主要财务指标和基金净值表现
	3.1 主要财务指标
	3.2 基金净值表现

	§4 管理人报告
	4.1 基金经理（或基金经理小组）简介
	4.2 管理人对报告期内本基金运作遵规守信情况的说明
	4.3 公平交易专项说明
	4.4 报告期内基金的投资策略和运作分析
	4.5 报告期内基金的业绩表现
	4.6 报告期内基金持有人数或基金资产净值预警说明

	§5 投资组合报告
	5.1 报告期末基金资产组合情况
	5.2 报告期末按行业分类的股票投资组合
	5.3 期末按公允价值占基金资产净值比例大小排序的股票投资明细
	5.4 报告期末按债券品种分类的债券投资组合
	5.5 报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细
	5.6 报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细
	5.7 报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细
	5.8 报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细
	5.9 报告期末本基金投资的股指期货交易情况说明
	5.10 报告期末本基金投资的国债期货交易情况说明
	5.11 投资组合报告附注

	§6 开放式基金份额变动
	§7 基金管理人运用固有资金投资本基金情况
	7.1 基金管理人持有本基金份额变动情况
	7.2 基金管理人运用固有资金投资本基金交易明细

	§8 影响投资者决策的其他重要信息
	8.1 报告期内单一投资者持有基金份额比例达到或超过20%的情况

	§9 备查文件目录
	9.1 备查文件目录
	9.2 存放地点
	9.3 查阅方式


